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1. Introduction

The study of the confinement properties of the Yang-Mills theories is a notoriously
difficult subject, confinement being a completely nonperturbative phenomenon, and this
prevents a complete understanding of the physics of the Standard Model of particles in
the strongly coupled regime.

The lattice formulation of QCD introduced by Wilson [1] is an invaluable tool for
studying strong coupling gauge theories both analytically and by means of numeri-
cal simulations. During the years enormous numerical evidence has been collected to
support the idea that in non-abelian gauge theories the color degrees of freedom are
confined, i.e. that only color singlet states are present in the spectrum. Nevertheless a
satisfactory understanding of the physical mechanism responsible for color confinement
is still lacking. Topologically stable configurations are though to be involved in the color
confinement mechanism, however there is no consensus on the choice of the relevant
topological defects, the two main candidates being vortices and monopoles.

The ideas behind the two proposal of vortex- or monopole-related confinement are
very different in spirit although they are both aimed at explaining the presence of a
linearly rising potential between a quark-antiquark static pair or, equivalently, the area
law behaviour of the Wilson loops.

In the vortex-related theory the area scaling of the Wilson loops is explained by what
is usually called “center disorder”: if in the confined phase a large number of sufficiently
randomly distributed vortices are present, a given Wilson loop will be pierced by a large
number of independent vortices and, depending on the even or odd number of piercings,
the sign of the Wilson loop will strongly fluctuate, with large cancellations occurring
and a net exponential behaviour will result (for details see e.g. [2]). In the monopole-
related confinement scenario the assumption is that the monopole degrees of freedom are
condensed in the confined phase and the linearly rising potential is generated by the dual
analogue of the Abrikosov flux tubes, i.e. the vacuum behaves as a dual superconductor.

While in the vortex scenario confinement is related to the existence of a percolating
vortex cluster, in the monopole scenario confinement is connected to the realization of the
magnetic U(1) symmetry and the absence of colored asymptotic states in the spectrum
is enforced by the vacuum symmetry, thus avoiding naturalness problems. This is not
the only theoretically appealing feature of the dual superconductivity model, since it
leaves open the door to the possibility of a duality symmetry between the electric and
the magnetic degrees of freedom, ¢.e. to the possibility of describing the QCD strong
coupling regime by means of an effective weakly interacting theory of monopoles.

Effective weakly interacting theories which describe the strong coupling regime of a
physical systems by means of effective degrees of freedom are ubiquitous in condensed
matter physics (e.g. the Landau theory of Fermi liquids), however there are very few
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examples of systems for which the duality transformation is explicitly known. These are
typically simple spin systems, like the 2d Ising model [3] or the 2d XY model [4]. A
notable exception is the solution by Seiberg and Witten of the A/ = 2 supersymmetric
Yang-Mills theory [5] in which the duality transformation can be explicitly performed
and confinement is described by monopole condensation.

The effective degrees of freedom are typically introduced by the topologically nontrivial
behaviour of the fields at spatial infinity. For example, for a Yang-Mills theory living
in D + 1 dimension, the effective degrees of freedom would be associated to the 77!
homotopy group and in the ordinary 341 dimensional space-time monopoles thus appear
as the natural choice.

The prototype monopole configuration for gauge theories is the soliton solution of the
SU(2) Higgs model with the Higgs field in the adjoint representation [6,7]. The general
behaviour of this solution can easily be computed when the gauge symmetry is broken
to U(1) by the Higgs vacuum expectation value, the magnetic degree of freedom being
the massless unbroken component of the gauge field. Since we do not know the explicit
form of the duality transformation, when the gauge symmetry is unbroken it is not clear
how to select the U(1) magnetic subgroup of the gauge group.

In [8] the possibility was advocated that all the choices of the residual U(1) magnetic
gauge symmetry (abelian projections) are equivalent, motivated by the apparent absence
of a preferred direction in color space. In particular a convenient way to define monopoles
is to use a composite field in the adjoint representation of the gauge group: monopoles
can then be identified with the points in which two eigenvalues of the composite field
becomes degenerate.

After the seminal work by DeGrand and Toussaint [9], in which a method to detect
monopoles in numerically generated lattice configurations was proposed, it was noted
that the number and the position of the observed monopoles in a given configuration
strongly depend on the abelian projection adopted. Monopoles thus seem to be gauge
invariant objects. This is unacceptable from a physical point of view: for condensation
of monopoles to be at the origin of color confinement, monopoles have to be gauge
invariant object, independent of the projection used to define them.

While most of the numerical work related to monopoles in lattice gauge theories was
aimed to detect monopoles, in order to confirm or disprove the dual superconductivity
picture a better strategy is to compute the vacuum expectation value of a magnetically
charged operator. To define such an operator we have to choose an abelian projection,
so also this second strategy can give indications on the equivalence (or not) of the
various abelian projections. The numerical results indicate that, in contrast to monopole
detection, monopole condensation is a gauge invariant phenomenon. We thus have two
apparently conflicting results

e monopole detection depends on the abelian projection
e monopole condensation is abelian projection independent

In order to reconcile the two points of view and, more important, to gain a better un-
derstanding of the role played by the abelian projection in the definition of monopoles,
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it is convenient to investigate if a gauge covariant quantity exists that is related to the
magnetic monopole. In the first chapter of this thesis we will show that such a quan-
tity is the violation of the non-abelian Bianchi identity and by using its relation to the
magnetic current we will show from a theoretical point of view that monopole conden-
sation is indeed abelian projection independent. In the following we will also analyze
the DeGrand-Toussaint recipe to detect monopoles on the lattice and we will show that
the gauge dependence of the number of observed monopole is not in contradiction with
the gauge independence of monopoles.

We mentioned above the possibility of constructing a magnetically charged operator
to be used to detect monopole condensation. The construction of such an operator in
abelian lattice gauge theory is well understood, however the generalization to the non-
abelian ones turn out to be far from trivial: the operator proposed in [10] seemed to
satisfy all the needed requirements, however a more accurate analysis revealed that it
is not well defined. This was interpreted as a signal of the failure of the dual super-
conductivity picture in [11] but we will show it is just a consequence of the nonlocal
nature of the operator, that requires some care in dealing with the O(a?) lattice arte-
facts. An improved version of the operator proposed in [10] will be presented, together
with numerical simulations that show that the problem of the original formulation does
not affect the improved version of the monopole operator.

When fermions are coupled to the gauge field the dual superconductivity picture of
the vacuum does not require any ad hoc modifications, however also the chiral degrees
of freedom can play a predominant role in the determination in the phase diagram, thus
making the theoretical analysis more difficult.

An accurate understanding of the QCD phase diagram at non zero temperature is
clearly of the utmost importance for its considerable phenomenological implications.
Nevertheless there are still some points that are not settled and deserve further inves-
tigations. Among these is the determination of the order of the chiral transition for
the case of two massless quark flavours. Theoretical arguments based on effective chiral
Lagrangians restrict the possibilities for the transition to be first order or second order
in the 3d O(4) universality class; which of these two possibilities is realized in QCD is a
non universal features that need to be investigated by means of numerical simulations.
We will present in the following the state of the art of this problem and the investigations
we are performing in order to give it a definite answer.

Simulations of QCD are however extremely computationally demanding and require
dedicated machines to be performed. Since both a precise verification of the theoreti-
cal expectation and the numerical evaluation of phenomenologically relevant quantities
depend on the precision of these simulations (which in turn depends on the acquired
statistics), in order to speed up the computations much attention is being devoted to
improve the algorithms and to find new architectures on which to perform simulations.

In the last few years it was shown that the modern graphics cards, also known as
graphic processing units (GPUs), can be used in the high performance computing field
with surprisingly good results. For QCD simulations they are typically used together
with more traditional architectures in order to speed up just some steps of the computa-
tions, mainly the analysis of the generated configuration. We showed that it is possible
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to use GPUs to perform complete simulations without the need to rely on the traditional
expensive dedicated machines; in the last section we will analyze some of the problems
encountered in using GPUs for QCD simulations and the solution strategies adopted to
circumvent them.



2. Monopoles and the 't Hooft tensor

2.1. Monopoles in abelian gauge theories

Monopoles can be introduced in electrodynamics as classical configurations with vector
potential ( [12])

rxXn 1 —cosf
I IER o A= gg
rr—r-n r sin 6

A e, if n=—e, (2.1.1)

where n? = 1. This potential has a singularity along the n line, which generates a
singularity also in the magnetic field B (Dirac string). The magnetic field is given by
(see e.g. [13])

B=VxA= gr% +4mg 0(—2)0(z)o(y)n

and we see that the Dirac string is necessary to satisfy the Bianchi identity V - B = 0.
Indeed this has to be the only role played by the Dirac string, since its position is not
gauge invariant: for example the transformation A — A + L(VU)U ! with U = ¢%*¢
moves the string from n = —e, to n = e,. Since the position of the string is not gauge
invariant, it can not have any physical influence, that is the equation exp(ie fw A.ds)=1
must be satisfied for every curve v; we thus obtain the Dirac quantization condition

2eg=n nei (2.1.2)

In a compact formulation, like that on the lattice, the string is invisible and a violation
of the Bianchi identity is associated to the monopole.

A mathematically neater treatment of the abelian monopole is the one introduced
in [14]. We consider for the sake of simplicity just the case n = e,: it is possible to
introduce two different vector potentials, one for the northern hemisphere and one for
southern one

ANZQW% 0<O<m/2+¢ )13
AS (14 cosf) (2.1.3)

For this description to be consistent it is necessary that AY and A be gauge equivalent
on the overlapping region 7/2 — e < 6 < 7/2 4+ €. It is simple to show that by using
the gauge transformation U(¢) = e ¢ we have AS — A% + {(VU)U™' = AN, For
this gauge transformation to be single valued we also have to impose U(0) = U(2n)
obtaining again the Dirac quantization condition Eq. (2.1.2). In this formulation there
are no singularities but the vector potential is not defined globally.
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2.2. The 't Hooft-Polyakov monopole

While in abelian gauge theories monopoles have to be introduced by hand, in the non-
abelian ones they are naturally present, as first shown in [6, 7] for the Georgi-Glashow
model ( [15]). In this model an SU(2) gauge field interacts with a Higgs field in the
adjoint representation through the lagrangian density

- —%Tr GG + Tr (D) (D) — %(2 Tr ¢ — v?)’?

where the group generators are normalized according to Tr (T*T") = %5‘”}. For a static
configuration the energy is given by

1 1 A
B [ [T LD, (D) + e )

and a necessary condition for the total energy of a static configuration to be finite is
¢ P — v? as  |x| — oo (2.2.1)

For non zero v values the gauge symmetry is spontaneously broken to U(1) and from
the relation Eq. (2.2.1) it follows that to each field configuration is associated a map
from the sphere at infinity S? to the manifold of possible vacua, which is also S? since it
is determined by the equation ¢%¢* = v?; configurations can thus be classified by their
winding number.

A convenient gauge to be used in order to reveal the existence of topologically stable
configuration is the “hedgehog” gauge:

P (r) > v— as r— oo (2.2.2)
r
This mapping has winding number n = 1 and thus a configuration with this asymptotic
is topologically stable against decay to trivial vacuum. To obtain a finite energy we
must impose that asymptotically D, ¢* = 0; inserting in this equation the requirement
Eq. (2.2.2) we obtain the large distance behavior of the gauge field:

1 n
Aj(r) — geank;—z Aj(r) =0 (2.2.3)

The two previous results Eq. (2.2.2), Eq. (2.2.3) justify the t'Hooft-Polyakov ansatz

E=evr ¢ = -SH(E) A% = eomn—s(l — K(€) A3=0 (2.2.4)
er er
The specific form of the functions H, K will not be used in the sequel.
To show that a field configuration with asymptotic behavior Eq. (2.2.2), Eq. (2.2.3)
has non vanishing magnetic charge it is first of all necessary to define an electromagnetic
field strength F),,. The identification of the e.m. field is simple in the so called unitary
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gauge, defined by ¢* = const. and ¢?¢* = v*: because of the symmetry breaking
two component of the gauge field become massive. It is then natural to identify the
electromagnetic field with the A, component associated to the residual unbroken U(1)
symmetry, thus 4

v
and the e.m. field strength is defined as usual by F,, = 9,A;" — J,A7". In general
F,, can be defined as the gauge invariant tensor which reduces to the abelian definition
in the unitary gauge and its explicit expression will be derived in full generality in the
following sections. For the moment we just quote the result for this specific model,

introduced in [6]: if we define for the sake of simplicity ¢ as the normalized Higgs field
(¢/v) then we define

Ao = 2 ac (2.2.5)

1 ~ T, - ~ ~

§F’w =Tr(¢pGL) — gTr(gzﬁ (D¢, D,¢]) (2.2.6)
where the % in front of F),, is a consequence of the normalization chosen for the genera-
tors. This expression is usually referred to as the 't Hooft tensor and it is not difficult
to show that it can be rewritten as ( [16])

£ B = THO,(0A) — ,(04,) ~ “Tr((0,6.0,) (2.2.7)
This form, although not manifestly gauge invariant, is best suited to understand the
definition of F,,: in the unitary gauge ngﬁ is constant, so that the second term is identically
zero and F), is clearly the field strength of the residual U(1) gauge symmetry. If instead
we use the hedgehog gauge the fields are regular everywhere, so that only the second
term in Eq. (2.2.7) contributes to the magnetic charge.

(10,6, 0,0]) = 56000, 0Te(0°[0",0°]) = Ficane" 0,0
Ouht = L0, F,, = Le"Pe,0,6°0,0°0,0°

Since the configuration is static we can define the dual by €**” instead of using e***.
The winding number is defined by

1 can aba
v = 3 e“”peabcﬁunaﬁynb(()pnc dVv

and ) ) .
m = Mdv = — | =e"P9,F,,dV =
@ 4dm /aﬂ v 4#/26 OuFup dV

1 N
— | "Peue0,0°0, 0" 0,0 AV

- 8mre

The magnetic charge obtained by the flux at infinity is thus equal to % times the winding

number. For the 't Hooft-Polyakov monopole, defined by Eq. (2.2.4), the winding number

is equal to 1 by construction, so the magnetic charge of this configuration is @, = %
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Since the elementary electric charge is equal to Q. = § we have 2Q,,Q. = 1, so that the
't Hooft-Polyakov monopole has a charge of 1 Dirac units ( see Eq. (2.1.2)).

In the following we shell also need the expression of the 't Hooft-Polyakov monopole
Eq. (2.2.4) in the unitary gauge. The gauge transformation that unwraps the hedgehog

1s
. o? . o? . o3
U(¢,0) = exp <—@¢7> exp (—z@;) exp <z¢?>

_ (2.2.8)
AW = T Abedspy fzﬁa U
w 17 e ©n

This transformation is singular in the origin of the coordinate (where the monopole is
located) and along the negative z axis. To control this last singularity it is convenient
to use a regularized form of the 6 polar angle [13]:

1+ cos@
_ Lt 2.2.
© 91+cos6—|—e2 (2.2.9)

in the transformation Eq. (2.2.8). By applying this gauge transformation to the gauge
field Eq. (2.2.4) we obtain (the temporal component trivially vanishes)

1 cos©® — 1 )
A= —%{%) <W + (1 — K)Sln(@ — 9)) 03
ey (1= K)(cos(© — 0) — S29) 5,1 (2.2.10)
e, coS p— o1 2.

Fe(® —1+4 Km] (cos(@) + o sin<¢>>}

where ey and ey are the versors of the two polar coordinates. In the naive limit e — 0
the previous expression becomes the Dirac-like potential

1-K)1—cosf 4

A:( e¢a

2er sin 6
The gauge potential is singular along the negative z axes, however, contrary to what
happens in the abelian case, by using the complete expression Eq. (2.2.10) it is not
difficult to show (see e.g. [13], App. C) that the magnetic field is regular everywhere
except at the origin. Its only asymptotically (for large r) non-vanishing component is
the radial one, which is given by

9 . 1,

In the unitary gauge, from Eq. (2.2.5) it follows that the abelian magnetic field h,, is
just the projection of the non-abelian one:
3 1
h, = 2Tt (%B,) -

er?

(the 2 comes from the § multiplying F),, in Eq. (2.2.6)) from which we have again that

Qm = % for the 't Hooft-Polyakov monopole.
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2.3. Monopoles in pure gauge theories

We shall now discuss the so-called dynamical or GNO (Goddard, Nuyts, Olive) [17,18]
classification of magnetic monopole configurations in gauge theories; in this framework
a magnetic monopole is defined as a static solution of the equations of motion with zero
non-abelian electric field whose asymptotic behaviour is ~ % The starting point of this
classification is a gauge configuration that satisfies
0A
Ag=0 — =0 2.3.1

=0 2 (231)
in order to guarantee that the non-abelian electric field vanishes. Some of the residual
gauge freedom can be used to impose the conditions that A, = 0: if we define the gauge
transformation U by

U= Pexp (ie / T A0, gb)dr) (2.3.2)

then clearly —%ITJ +ieA, U =0 and
AY = —@UTZ—U +UTAU =0
T

The gauge transformation Eq. (2.3.2) can have a singularity in the point » = 0, however
this is not a problem since we are interested in the asymptotic region r — oo.

In an analogous way we can impose the condition Ay = 0 by using the parallel trans-
port along meridian (lines at fixed ¢ value) as the gauge transformation. Again it is
possible for this procedure to introduce spurious singularities, this time along the nega-
tive z axes (0 = 7).

Having exploited the gauge symmetries of the problem we are left with a field whose
only non-vanishing component is the one directed along the ¢ axes. It is convenient to
introduce a4 by

A a¢(r,'9,¢)e
rsin 6
As far as the leading order term is concerned we can now neglect the dependence of ay
on the r variable. With this approximation the only non-vanishing component of the
field strength is Ggg = Jgas.

The equations of motion of pure Yang-Mills theory in general orthogonal coordinates

are

0, (V=9 G") +ie[A,, V=g G™] =0 (2.3.3)
where ¢ is the determinant of the metric. If we use spatial polar coordinates we have
-1 0 0 0
- 0 1 0 0 — a2 60 _ 1
G = 0 0 r%sin®’6 0 g=rsinf G = r4 sin? 0G¢9
0 O 0 2

10
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The equation with v = 0 is
1
89@696%, =0 (234)
and to have a field A regular at # = 0 we have to impose the condition a4(f = 0, ¢) = 0,
obtaining

ag(0,¢) = Q(¢)(1 — cosd)

The other equation of motion, the one with v = ¢ in Eq. (2.3.3), is then 9,Q(¢) = 0
and we conclude that the leading order of the asymptotic gauge field must be
1 —cosf
A=Q——— 2.3.5

@ rsin 6 o ( )
This is, up to the constant matrix @, the field of an abelian Dirac monopole, Eq. (2.1.1).
In the solution of Eq. (2.3.4) we could have imposed the condition a4 = 7, ¢) = 0,
which ensures the field A to be regular at the south pole instead of the north pole. With
this choice the final solution becomes

14 cost
A=-Q——— 2.3.6
@ rsing ° ( )
As noted in Sec. (2.1), the two forms Eq. (2.3.5) and Eq. (2.3.6) are transformed into
each other by the gauge transformation U = exp(i2eQ¢). The condition for this trans-

formation to be well defined is the Dirac condition, which is
2¢Q=n neN (2.3.7)

The matrix ) has to be an element of the group algebra, it can be diagonalized and
its eigenvalues are the charges of the residual U(1)" symmetry, where r is the rank of the
gauge group (the maximal number of commuting generators). A convenient basis for the
diagonal matrices to be used in the following is the one of the fundamental weights of the
gauge group algebra fi; (our notations are explained in Sec. (A)): to each fundamental
weight we can associate the abelian monopole field obtained by projecting on it the non
abelian gauge field A,. From Eq. (2.3.7) it follows that the charge of the monopole
expressed in Dirac units (i.e. n) is the winding number of the monopole in the residual
U(1) of the unitary representation.

This construction amounts to break the gauge group G to the little group of fi*, which
we will denote by H. The configurations can thus be classified according to the homotopy
group m(G/H). The general form of the little group H of the fundamental weight /i’
is [21]

H=HxU(1) (2.3.8)

where H is the group whose Dynkin diagram is obtained by erasing from the diagram
of G the root @° and the links which connect it to others roots (Levi subgroup). Indeed
the operators associated with the roots a7, j # i, commute with /i’.

To calculate m5(G/H) it is useful to remember the relation (see e.g. [19,20])

mo(G/H) = ker(m (H) — m(G)) (2.3.9)

11
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in order to reduce the problem to the evaluation of 71 (H). Let us consider as an example
the case of the special unitary group SU(N). The Levi subgroup of the fundamental
weight ', ¢ = 1,...,N — 1 is H; = SU(i) x SU(N — 1), as can be seen also from
the explicit form of the fi* operator (see Sec. (A)). Since SU(N) is simply connected,
T (SU(N)) = 0, from Eq. (2.3.9) we have

m(SU(N)/H;) = m(H;) = 7 (SU(i) x SUN —i) x U(1)) = Z

A list of the possible symmetry breakings that can happen in a simple group and their
homotopy groups is shown in Tab. (2.1).

2.4. The 't Hooft tensor

The 't Hooft tensor is defined as the gauge invariant tensor which coincides with the
residual abelian field strength in the unitary gauge. The explicit form Eq. (2.2.6) was
introduced for SU(2) gauge theories and then shown to be valid also for SU(N) theories,
however it is not the correct one for other gauge groups, like e.g. for the G5 group. The
reason is that for groups different from the SU(NV) ones the quadratic terms present in
Eq. (2.2.6) do not cancel; in particular the identity Eq. (2.2.7) is not satisfied and F),,
is gauge invariant but it is no more the abelian field strength in the unitary gauge.

We will discuss the definition of the magnetic field of the i—th monopole, related to the
U(1) subgroup associated to the i—th fundamental weight ji* following [21]: by starting
from the expression in the unitary gauge and then performing a gauge transformation
we will obtain the form of the 't Hooft tensor for the general group case.

In this general setting the unitary gauge is by definition the gauge in which the
operator associated to this weight, /i, is diagonal. In we denote by A/, the field in the
unitary gauge, the natural generalization of Eq. (2.2.5) is

em 1 7 i ~1 a a
A = ETr(gzboA;L) oh = fi K = Tx(T*'T?) (2.4.1)

The fields in the unitary gauge, %,AL, are related to the general gauge ones by the
gauge transformation b:
{ Al = DA + L(8,b)b
¢y = be'bf
If we introduce the notation
Q, = -b'(9,b) (2.4.2)

1

e
it is simple to show that in a general gauge the e.m. field strength F ﬁl, = 0, A" — 0, A"
can be written as

K F), =Tr(¢'G) —ieTr(¢'[A, + Qu, Ay + Qu]) (2.4.3)
In order to simplify the notation we introduce V,, = A, 4+ Q,,. From the simple identity

Tr(¢' [V Va]) = Te(V,[6', Vi)

12
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G HxU(1) A mo(G/H)
SU(n) SU(n —m) x SU(m) x U(1) 1 Z
SO(2n+1) SO(2n—1) x U(1) 1 Z
SO2n+1)| SO2m+1)x SU(n—m)xU(1) 1,4 7
SO(@n +1) SUMn) x U(1) 14 Z]Z,
SO(2n) SO(2n —2) x U(1) 1 Z
SO(2n) SO(2m) x SU(n —m) x U(1) 1,4 Z
SO(2n) | SU(n - 2) x SU(2) x SU(2) x U(1) 14 7.7
SO(2n) SU(n) x U(1) 1 7]Zy
Sp(2n) Sp(2m) x SU(n —m) x U(1) 14 Z
Sp(2n) SU(n—1) x SU(2) x U(1) 1,4 Z
Sp(2n) SU(n) x U(1) 1 Z
Gs SU(2) x U(1) 1,4,9 Z
Gs SU(2) x U(1) 1,4 Z
Fy Sp(6) x U(1) 14 Z
Fy SU(3) x SU(2) x U(1) 1,4,9 Z
Fy SU(3) x SU(2) x U(1) 1,4,9.16 Z
Fy Spin(7) x U(1) 1,4 Z
FEs Spin(10) x U(1) 1 Z
FEs SU(5) x SU(2) x U(1) 1,4 7
Eg SU(6) x U(1) 1,4 Z
Es SU(3) x SU(3) x SU(2) x U(1) 1,4,9 Z
E; Spin(12) x U(1) 14 Z
Er SU(7) x U(1) 1,4 Z
E; SU(6) x SU(2) x U(1) 1,4,9 Z
Er SU) x SU3) x SU2) x U(1) 1,4,9,16 Z
E; SU(5) x SU(3) x U(1) 1,4,9 Z
B, Spin(10) x SU(2) x U(1) 1,4 i
E- Es x U(1) 1 Z
Eg Spin(14) x U(1) 1.4 Z
o SU(8) x U(1) 1,49 Z
o SU(7) x SU2) x U(1) 1,4,9,16 Z
Es SU(B) x SU(3) x SU2) x U(1) | 1,4.9,16,25,36 | Z
s SU(5) x SUA) x U(1) 1,4,9,16,25 Z
o Spin(10) x SU(3) x U(1) 1,4,9,16 Z
Eg Eq x SU(2) x U(1) 1,4,9 Z
Fx B x U(1) 1.4 Z

Table 2.1.: Symmetry breaking of the generic simple compact group G to the residual
subgroup H, the corresponding value of \; (defined at page 14) and the
homotopy group Ilo(G/H). (From Ref. [21]).
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2. Monopoles and the 't Hooft tensor

it follows that only the component of V,, that does not commute with ¢’ contributes to
the second term of Eq. (2.4.3). By expanding V), in the form

V, = ZV“I)E b“rZVJbH bt
7j=1
and noting that ' . '
(0", bH,;bT] =0 [¢',bEzb"] = (i’ - @)bEgb'

it is clear that the projection PV, of V, on its component that does not commute with

@' is given by / |
PV, = {1 1T (1 - [g(b# Wa)gﬂ) } v, (2.4.4)

—

&7
where the product runs on the roots @ such that fi*-@ # 0 and only one representative is
taken of the set of the roots having the same value of (ii*- @)% For the sake of notation
simplicity we will denote by A7 the non-zero values that (i’ - @)? can assume.
With the new notations the expression in Eq. (2.4.3) can be rewritten as

K F,, = Te(¢'Gy) — ieTx(¢' [PV, V,]) (2.4.5)

To make this expression more transparent it is convenient to note that the covariant
derivative of ¢ can be written as

Dué' = ielVy, & (2.4.6)
and that the projector P'V,, has the expansion
% 1 7 ] % 7 % 7
PV=3 11oh 10" ZAA¢¢DﬁW Vallll -+
I I£J

The contribution of the first order of the projector in Eq. (2.4.5) is

e CICHCAA RAT S (UG CCRAE
e it i i1l i i i i
= _WTI{DV¢ [0, D,¢ ]} = _e_)\ITr{(b [Dwu¢', Dy ]}

while from the n—th term of the projector expansion we get (apart from the multiplica-
tive coefficient (Ar, ---Az,)™")

_ z'e(—l)"“Tr{gb’[ W? - ’W>Vu] .. -],Vy]} =
f,—gzq,
= ie(~ ”ﬂ{ Voo 1600V ) =
2n—1
— Ze I'{Dl,(#[¢l, 7[¢z ,LLQS’L] ]}:
J-ﬁiiﬁ |
"y D, ¢, &[4, -- ,W’D#W]“']}
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2. Monopoles and the 't Hooft tensor

By iteration of the last step we obtain

@Tr{[- D ST SB[ Dt 1} =
i(—1)" . f—n’; . L — n_—l -
e LU RN RS O VNIRRT R
= i(_l)n(e_l)n_lTr{Qsi[ [ o [Duqbia Cbl]? T ’qbi]? [ o [Dquiv qbz]’ T 7¢Z] ] } =
e AR X TR NN L N T B

and the 't Hooft tensor can finally be written in the form

KF), = Tr{¢iGW} - gz )%Tr{qﬁi[pﬂd)i’ Dy¢i]}_
1

Y T D 6L 1D 5] ]} -

I#£J
' 1 PRI (2.4.7)
Z g i i p
_Eh#I;-;éIn mTr{¢ [ [ [Dpdt 0] ),
n—1

In the particular case of the group SU(N) the only non-vanishing A; has value 1, so we
get the simpler expression Eq. (2.2.6), which is thus valid not only for SU(2) but for the
general SU(N) case, as first shown in Ref. [22].

We note that the magnetic charge expressed in Dirac units is independent of the
normalization of the generators: let us change the normalization by T% — ¢T'*, then

1
H,—cH, Ezj—cFE.; d—cd [— —ji j—f
C

The field A, has to remain unchanged since we want to check the dependence of the
charge of a given field configuration on the generators normalization. The only depen-
dence of F!,, is thus through the coefficient K, which scales as K — ¢*K, 50 Qu, — 25 Q.
On the other hand Q. — ¢*Q., so the product Q.Q,, is invariant.

We will now show that the general form of the 't Hooft tensor, Eq. (2.4.7), is linear in
the gauge field following [23] (where the argument of [22] was generalized to the case of
general groups). Let us denote by X5(A, ¢) the terms of F}, which depend quadratically
on the gauge field A,: by using the expression for the covariant derivative in the adjoint

15



2. Monopoles and the 't Hooft tensor

representation we get

K Xo(A, ¢) = ieTr{(bi[A#, Ay]} - é(—i—ie)z 3 )\%Tr{qﬁi [[A,., 8], [Ay, 6] }+

= 20 Y o T[4 6, 6 [ 6, 6] -+ =

I£J

— tie (Tr{df Adp 43 {114 01 (4,6 4

+ 3 1 T 14,6, 61, (14 V,¢q,¢iu}+...>

I£J

(2.4.8)

Since X, is gauge invariant it can be calculated in the gauge in which ¢’ is diagonal
(¢" = ¢}). By developing the gauge field in the Cartan base

Au=) alHi+) ajEs (2.4.9)
we get for the first term of X,

Tr{qbo } Z ST {$yEx, Egl} = Y afa, “Tr{¢}[Ea, E_q]}

and for the n—th term
Tr{¢Z “ o [AM7¢Z] T >¢Z]? [ o [AV>¢Z]7 o >¢l] ] }
= Zaaaﬂ Tr{ (7" @) Bas (— (7" ) "Bl } =

Za (i 4”Tr{¢0[Ea,E ]}

We can thus rewrite Xo(A, ¢') as

K X»(A, ¢') = +ie Z afa, “Tr{¢}|Ea, B_a) } x

x[l—z Z)\IAJ - a) _]

I#£J

and, remembering that the A} are just the non zero values of (ji*-@)? each taken only
once (see pag. 14), it is simple to show by induction that the second line vanishes, which
means that the 't Hooft tensor is linear in the gauge field.
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2. Monopoles and the 't Hooft tensor

By using this result we can now proceed to show that in the general expression for
the 't Hooft tensor the covariant derivatives can be avoided, as in Eq. (2.2.7). Let us
introduce the notation A, by

KFy, =Tr{¢'Gu } + A (2.4.10)

that is , .
7 . . ,
S ==L S {610, 0}

P e GG

ey
From Eq. (2.4.6) and Eq. (2.4.8) we get

Xy(A+Q,¢) = —i—ieTr{qﬁi[Au + QA+ Qy]}+
e Y T [+ 00, [+ 90, 6T]} . =
1

= —H’eTr{qﬁi[A +Qu, A, + Qy]}+

+ie ( ) Z —Tr{¢’ HQSi,DVaSi}} o=
= —l—ieTr{(ﬁl[ ut QAL+ Qy]} + A
where Q,, is defined in Eq. (2.4.2). Since we have just shown that X, = 0 we thus get
A = —ieTr{gbi[Au +Q,, A, + Qu]}

By inserting this expression in Eq. (2.4.10) and using 9,¢" = ie[Q,, ¢'] (which is just
Eq. (2.4.6) with A, = 0) we finally get

KFi, = Tr{@M(W'A,,) - 8,,(¢iAM)} - z’eTr{ay[Qu, Q,,]} (2.4.11)

which is the generalization of Eq. (2.2.7). For the special case of groups with only a single
value for A7, namely 1, we can replace Q,, by [, ¢'] (up to a sign) since the commutator
of ¢ with the elements of the algebra corresponding to positive roots reproduces the
element, the commutator with the elements corresponding to negative roots reproduces
them up to a sign; the trace then selects the products of elements corresponding to a
root and to its negative. For this class of groups (which include the SU(N) groups) we
can thus rewrite Eq. (2.4.11) as

KFy = Te{0,6'A) = 0,6 An) } — “Te{ 010,0',0,01}

We will now give some examples to elucidate the relation between the 't Hooft tensor
just defined and the topological classification of the monopoles discussed in the previous
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2. Monopoles and the 't Hooft tensor

section (in particular Tab. (2.1)). Let us consider again the gauge field of the 't Hooft-
Polyakv monopole in the unitary gauge: the asymptotic non-abelian gauge field was
shown to be

p_ 17
er? 2
By using Eq. (2.4.1) we get for the charges
1 1
On="- Qc=g5¢ 2QuQ.=1 (2.4.12)
e

If we use instead the SO(3) group, the proper generalization of the 't Hooft-Polyakov
field is
1 H
-
where we used the notation introduced in Sec. (A) for the SO(2N + 1) generators. We

thus gets
1

Qm = 5 Qe = 2e 2Qer =2 (2413)
2e

These result are consistent with the topological classification: for SU(N) the winding
number can be any integer while for the breaking of SO(2N + 1) related to the N—th
root only even winding numbers are allowed.

2.5. Relation with NABIs and consequences

In the previous section we deduced the generalized expression for the 't Hooft tensor,
Eq. (2.4.7), starting from the one in the unitary gauge and then explicitly performing
a gauge transformation. Nevertheless Eq. (2.4.7) defines a conserved magnetic current
Jy = G“FW for any choice of the operator ¢* in the adjoint representation, which is
usually referred to as abelian projection. Since for a general gauge configuration there
seems to be no preferred direction in color space, in [8] the possibility was advocated
that all abelian projection are equivalent.

To study the dependence on the abelian projection it is useful to relate the 't Hooft
tensor to other gauge covariant quantities; in this section we will show its connection
with the violations of the non-abelian Bianchi identity following [23].

If we denote by éuu the tensor dual to the field strength, i.e. CNJW = %EWWG”, we
can define the current

J, = D"G,, (2.5.1)

This equation is gauge covariant and therefore the vanishing (or not vanishing) of .J, is
a gauge invariant property. A non zero value of J, is by definition a violation of the
non abelian Bianchi identities (NABIs). While the current defined by the violation of
the abelian Bianchi identities, j, = O'F ﬁy, is conserved, it is simple to show that the
current defined by Eq. (2.5.1) is only covariantly conserved:

1 ~ ~ 1
D"J, = §[Dy, DG, o [G",G ] = QEW/)U[GW?GPO] =0

18



2. Monopoles and the 't Hooft tensor

where the last equality follows from the fact that €,,,, is even under the exchange
(uv) = (po) while the commutator is odd.
We will now show that the 't Hooft tensor Eq. (2.4.7) is related to Eq. (2.5.1) by

KO'F!, = Tr(¢'J,) (2.5.2)
The starting point is the identity
0" Tr(¢'G ) = Te(¢' D*Gy) + Te(DH¢'G )
that can be rewritten, by using Eq. (2.5.1), in the form
MTr(¢'G ) = Tr(¢'J,) + Te(D"¢' G ) (2.5.3)

In order to prove Eq. (2.5.2) we sum the divergence of the dual of the tensor A, (defined
in Eq. (2.4.10)) to both sides of the previous equality, thus obtaining

Ko'F}, =Ti(¢'],) + R, (2.5.4)
where |
R, = Tr(D"¢' G,,) + 5 Eunr Ou A (2.5.5)

We thus need to show that R, vanishes. It convenient to write the second term of the
right-hand side of the previous equation as the sum of two terms B, and C,,,

1
§eﬂupaauAp0 =B, +C,

where B, collects all the terms with a double covariant derivative of ¢* while C,, is the
sum of the terms with just one covariant derivative. Explicitly we have

i 1 . S
B, = — é 3 A—IEFL,,,)L,TIAW [DFDPG!, D7) —
I

Z_ ) . o (2.5.6)
— 23 e {0l D ) (D7 ] |
I£J
and ; 1
C,/ - — % Z )\_IeuupaTr{Du¢i[Dp¢ia DU¢Z]}_
I
— 22_6 > meuy,,oTr{D“d [[DP¢', ¢'], [D7¢", ¢']] }— (2.5.7)
I+£J

B z Z T)\JE“VPUTT{gbz [[ngbz, D”gbz], [D”¢Z7 gsz } — ...
I£J

Let us now analyze the first term of Eq. (2.5.5): since it gets nonzero contribution only
from the components of the field strength G*° that do not commute with ¢' we can
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2. Monopoles and the 't Hooft tensor

use again the projector introduced in Eq. (2.4.4) and replace G*° by P'‘G*°. From the
identity

7 o i o i 2 o 1
EMV,DU[¢ ’Gp ] = +EEMV,OUHDP7 D ]7 Qb] - +;E/“/PUDPD gb

it follows that
1 )

% o 1 % o
ée,uzzpop G = — Ee,uupo{ - Z /\_I[¢ ’DPD ¢]+
I

1 i i % o
+#ZJMJ[¢,[¢,[¢,DPD S}

By using the simple identities
Te(D'¢'[¢', D’ D7¢']) = Te(¢'[D"D7¢', D"¢'))
Tr(D"¢'[¢", [¢', [¢', D"D7¢]]]) = —Tr(¢'[[D"D7¢", ¢'], [D"¢', ¢']])

and their generalizations we then arrive to

" l/z\/ . 3 i i 78 aY PX] o 1
Te(D*¢! PiG,,) = + eeWUXI:AITr@ (D" D¢, D°¢'])+

i 1 ‘ o o
+ = €ppe Y o T DD ¢, (D76, ) + .. = B,
€ [y} IAT
and thus R, = C,.
The last step of the proof of Eq. (2.5.2) consists in showing that C, = 0. This has to

be checked by direct computation. For the case of just one A\; from Eq. (2.5.7) we have

i i i o i
C, = —%ew,paTr(D“qﬁ (D', D ¢ ])
and by using again the expansion in the Cartan base of the gauge field Eq. (2.4.9) it is
simple to arrive in the unitary gauge to the expression

2

v € vpo Ay A O (=1 = =7 = =g =
C" == > aftafiad (it dp)(ji' - 6) (i - Q) Tr(Ea, [Es,. Ea,])
2,5,k

where [i* is the fundamental weight which coincides with ¢’ in the unitary representation.
A necessary condition for this expression to be non-vanishing is the existence of a triple
of roots such that

ay+a;+a,=0 (2.5.8)

Moreover, each root must contain the simple root corresponding to the fundamental
weight fi* with coefficients plus or minus one, otherwise (i’ - @ would vanish. Since the
simple roots are linearly independent the sum &, + &; + &, must then contain the simple
root @ one or three times and cannot be zero. As a consequence C, = 0 when only one
A7 is present.
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2. Monopoles and the 't Hooft tensor
If there are two different values of A\, namely A = 1,4, we gets
62 oL L
cv = -5 Ze“ p aueapﬂaakc&zc&jc&kTr(E@[Ed»j,E&k]) x Il (2.5.9)
0k

where we introduced the short-hand notation cgj =['-d; and
UEDIEDY

A1
I I£J

The only possibility for Eq. (2.5.9) to be non-vanishing is when the simple root &; appears
once and with the same sign in each of two roots, say @; , a; and twice with opposite
sign in the third one &, in order to satisfy Eq. (2.5.8). Since Eq. (2.5.9) is invariant
under permutations of 7, j, k, we can take the mean over the permutations; moreover it
follows from Eq. (2.5.8) that cgj k= (A — Aj = A\y). The coefficient I is thus equal
to

1 i i \2
.Y (cajcak —2(ck,) ) (2.5.10)

and by using (\) = 2 we get C, = 0.

We have shown that Eq. (2.5.2) is satisfied for the groups with no more than two
different A\; values, i.e. the classical groups (see Tab. (2.1)). The proof for the exceptional
groups is obtained in the same way but it is computationally more involved; a sketch is
presented in Sec. (B).

An immediate consequence of the relation Eq. (2.5.2) is that the existence of a
monopole in a given abelian projection is related to the violation of non-abelian Bianchi
identities and thus the existence of the monopole is a gauge invariant property.

We can use Eq. (2.5.2) to study the dependence of the magnetic charge on the abelian
projection. Once again we use as a test case the 't Hooft-Polyakov monopole: in the
unitary gauge the “natural” abelian projection is the fundamental weight %03, directed
along the Higgs field v.e.v., the gauge field is given by Eq. (2.2.10) and the non abelian
magnetic field by Eq. (2.2.11), so that

4 2
V-h=—"8x) D -B="§x)
e e
The monopole has charge @), = % and Eq. (2.5.2) trivially states that
1 o3
—-V-h=Tr(—D-B
2V T ( 5 )

Let us now use the abelian projection ¢ = U(x)Z2U'(x), where U(x) is an unitary
transformation. By using Eq. (2.2.10) we simply have

2_7r§3

V-h= (x)Tr (Ut (x)0*U(x))

e
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2. Monopoles and the 't Hooft tensor

and if we parametrize the U transformation as
3 2 3
U(x) = exp (ia(x)%) exp (iﬁ(x)%) exp (w(@%)

we obtain

Am cos (6(0))53(X) Qm = M

V-h= -
e e
from which it is clear that for general U(x) the Dirac quantization condition cannot be
satisfied. We thus have to conclude that the abelian projections are not all equivalent
to define the dual abelian magnetic charge, i.e. there exits a natural choice of the gauge
fixing. This preferred gauge is the unitary gauge, that can be characterized by the
property of having all the components of the NABI’s violation J, diagonal in color space
(the existence of such a gauge is guaranteed by the Coleman Mandula theorem [24]).
For general monopole configurations we can use the theorem of Sec. (2.3) to extend the
conclusion reached for the 't Hooft-Polyakov monopole: we have seen that a gauge exists
in which the asymptotic field of the monopole assumes the form of Eq. (2.3.5), which we
will denote by A, We can now add and subtract to it a field A*"F) proportional to
the 't Hooft Polyakov solution Eq. (2.2.10) in such a way that the field A — A(tHP)
has zero magnetic charge (for this we need the linearity of the 't Hooft tensor in the
gauge field) and we get

w i

J/

Ay =AY + Alm) — AUHP) 4 ACHHP) (2.5.11)

Aglsub)

Since the subleading field A/(fub) has zero magnetic charge, it does not produce violations
in the NABI and the dominant contribution at large distance of the NABI violation for
the general field A, is just the one of the 't Hooft-Polyakov like term AL’tHP). The
previous considerations on the abelian projection dependence of the magnetic field can
thus be extended to general monopole configurations without changes.

We have just seen that the definition of the abelian magnetic charge is abelian pro-
jection dependent; we will now show that nevertheless the spontaneous breaking of the
dual magnetic symmetry is instead independent of the specific projection used. Let Q be
the magnetic charge operator associated to the i—th fundamental weight in the unitary

gauge; by Eq. (2.5.2) it can be written in the form
N 1 C un
Q:/EﬂW%)wm& (2.5.12)

where Jéun) (x) is the temporal component of the NABI violation in the unitary gauge.
An operator O(x) is magnetically charged if it satisfies

Q.0(x)]=mOx) m#0

and the magnetic symmetry is spontaneously broken is a charged operator exists with
non vanishing vacuum expectation value: (O(x)) # 0.
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2. Monopoles and the 't Hooft tensor

The magnetic charge in the generic projection, @(U ), is related to Q by the substi-
tution i — U(x)a'Ut(x) in Eq. (2.5.12) and, since the integrand is gauge invariant,

we can compute the trace in the gauge in which 4’ and Jéun) (x) are diagonal. Since

U(x)itUT(x) is an element of the group algebra it can be expanded as
Ux)pUN(x) =) Ci(x)i' + Y Dalx)Eq
By using this expansion in the charge definition we get

[Q(U), O(x)] = m Ci(x) O(x)

and since C;(x) is generically non-vanishing the operator O(X) is charged also in the
generic abelian projection.
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3. Lattice gauge theories

3.1. The pure gauge theory

In this first section we will introduce the lattice discretization of pure gauge theories,
without coupling to fermions. To justify the fundamental definitions it will be neverthe-
less convenient to introduce a matter field ¢ transforming in a given representation of
the gauge group.

To construct a lattice action invariant under local gauge transformation it is possible
to follow the same line of thought as in the continuum: we start from an action for the
matter fields invariant under global gauge transformations and we introduce the gauge
fields in order to make it also local gauge invariant. The construction of lattice action
for the matter field is a non-trivial task and it will be analyzed in the following section.
It is however clear that such an action will be the sum of terms of the forms ¢(x)'¢(x)
and ¢(x)T¢(x + fi), where x is a lattice point (we will always use a hyper-cubical lattice
of step a in the four dimensional euclidean space) and i is the versor of the pu-th axis.

If we let the gauge group act on the matter field through ¢(x) — R(x)¢(x) it is
clear that the term ¢(x)¢(x + 1) it is invariant under global gauge transformations but
not under local ones. The most natural way to make it also local gauge invariant is to
associate the gauge field U, (x) to the lattice link (x,x+ /1) and to make it transform as
U.(x) = R(x)U,(x)R(x + f1)T, in order to replace ¢(x)'¢(x + fi) with the local gauge
invariant expression ¢(x)'U,(x)¢(x + fi). The lattice gauge field is thus a mapping of
the (oriented) links into the gauge group, while the continuum field is a mapping of
the points into the group algebra. For convenience the adjoint of the lattice field is
associated to links with the opposite orientation.

We now need to introduce an action for the gauge field, which has to be a gauge
invariant expression in U, (x), and to relate the lattice gauge field U,(x) to the continuum
field A, (x). Since the lattice gauge field is associated to the links, it can be seen as an
elementary parallel transport and it is then reasonable to define

U,(x) = exp { - iaeAH(x)} (3.1.1)

where a is the lattice spacing and e will be identified with the continuum coupling.
Gauge invariant quantities are naturally associated to closed path on the lattice, since
the trace of the product of the gauge field along a closed path is gauge invariant. The
simplest of these quantities is the one associated to the edges of the face of an elementary
cube of the lattice:

P (x) = Tr{Uu(x)U,,(x + UL (x + ﬁ)TUy(X)T} (3.1.2)
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These elementary faces are usually called plaquettes and, by extension, also the associ-
ated invariants are denoted with the same name.
An action for the gauge field can be introduced in the form (Wilson action [1])

S = %:5 {1 - %Re PW(X)] (3.1.3)

where (3 is the lattice coupling, IV is the dimension of the gauge group representation used
and the sum is extended on the plaquettes of the lattice. It is simple to show, by using the
Hausdorff-Campbell-Baker formula exp(M;) exp(Ms) = exp(M; + My + 5[My, Ma]+--+)
and Eq. (3.1.1), that

S = Zﬁ (1 - %ReTr exp {i€*a*G ,, + O(a4)}>
O

where G, is the usual continuum field strength. If we normalize the group generators
according to Tr(TT?) = %5“ we finally get

S = Z 4G“ G2, (x) + O(a®)

The action Eq. (3.1.3), with the identification Eq. (3.1.1), thus reduces in the formal
continuum limit to the Yang-Mills action if 3 = 2.

The vacuum vacuum expectation values of functlonals of the lattice gauge fields can
be calculated as functional integral: if f(U) is a function of the gauge fields then

oSO
<f(U)> = ff;[ejjs((]) v

where
U = [[dU,(x)
X,
and dU,(x) is the Haar measure. It is possible to show that if f(U) is a function with
compact support, which transforms according to a non trivial representation of the gauge
group then (f(U)) = 0 (for a proof see e.g. [25]); this statement is usually referred to as
Elitzur theorem.

The potential between a quark anti-quark static pair can be extracted from the vacuum
expectation value of the Wilson loop W (R, T'), which is the path-ordered product of the
gauge field U,(x) along a rectangular loop of size R x T', as follows (for the details see
e.g. [26,27])

. 1
V(R) =~ Jim —log(W(R,T))

It can be shown (see [28,29]) that two constants ¢1, ¢o exist such that for asymptotically
large R the bounds ¢;R < V(R) < ¢3/R are satisfied. For non-abelian gauge theories
the typical asymptotic behaviour is V(r) ~ oR and the parameter o is known as the
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string tension. This linear behaviour is interpreted as a signal of quark confinement.
The potential is however not always asymptotically linear with the distance: the gauge
theory based on the G5 group has vanishing string tension [30].

While for the typical models of statistical physics the coupling is a fixed parameter
and the lattice has a physical meaning (e.g. a crystal lattice), for gauge theories the
lattice is just an ultraviolet regulator that has to be introduced to allow the computations
to be performed (analytically or numerically). For this reason the physically sensible
results are those obtained in the limit @ — 0 or, more physically, £ > 1, where £ is the
correlation length in lattice units, and the coupling 5 has to be tuned in order to satisfy
this requirement.

By fixing the value of some observable to its physical value (i.e. fixing the physical
correlation length) and using renormalization group arguments it can be shown (see
e.g. [26,27,31]) that for SU(N) gauge theories the lattice spacing a depends on the
coupling constant through the expression

—71/(2%3)
a=Ay? (2]\5]%) exp [—%] (14+0(1/p)) (3.1.4)

where

1 1IN 1 34N?

T 16m2 3 0 T 6m)2 3

and Ay is an integration constant; from Eq. (3.1.4) it is clear that the continuum limit is
reached for f — oo. On the other hand numerical simulations can handle only lattices
of finite extent and to obtain reliable results the typical dimension of the lattice must
be much larger that the correlation length. If we suppose to use a lattice of N; x N3
sites, the coupling constant § has to be tuned in order to satisfy the inequalities

Yo

1< EK N,

and N is related to the physical temperature 7' by aN; = 1/T. While periodic spatial
boundary conditions are typically used just to minimize the finite size effects, periodic
conditions along the temporal direction are needed in order to guarantee the interpreta-
tion of the vacuum expectation values as mean values at finite temperature of physical
observables.

3.2. The deconfinement transition

While at low temperature color is confined, soon after the discovery of the asymptotic
freedom it was conjectured [32] that at high enough temperature colored stated could
appear in the spectrum of QCD.

At finite temperature confinement is related to the behaviour of the free energy of a
static quark anti-quark couple at large distance. If we introduce the Polyakov loop as

N,—1
L(x)="Tr H Up(x + i0) 0 = time direction (3.2.1)

=0
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3. Lattice gauge theories

it can be shown that the free energy of a static quark and anti-quark, positioned at x
and y respectively, is given by (see e.g. [33])

e = (L(x) L(y)") (3.2.2)

and free color charges can exist if lim, o (L(x)L(x+1r)*) # 0. If we suppose the cluster
property to be valid and use translation invariance we get

: —LF(@r 2
lim e~ 770 = [(L)|
The mean value of the Polyakov loop is thus an order parameter for the deconfinement
transition.

If the gauge group has a nontrivial center the deconfinement transition can be associ-
ated to the breaking of a global symmetry. Let us denote by z an element of the group
center Z(G); if we multiply by z all the temporal component of the gauge fields of a
fixed time slice, it is simple to show that the Wilson action is invariant but the Polyakov
loop transforms as L(x) — zL(x). A non-vanishing value for the mean Polyakov loop
thus signals the breaking of this center symmetry.

This observation naturally led to the following conjecture [34]: the universality class
of the deconfinement transition for a lattice gauge theory in D dimensions with gauge
group G coincides with that of the transition of a spin system in D — 1 dimensions with
global Z(G) symmetry. As an example the deconfinement transition of the 4D SU(2)
lattice gauge theory is expected to be in 3D Ising universality class, which is indeed the
behaviour observed in numerical simulations.

This guess is obviously reliable only for second order phase transitions, to which
universality arguments apply, and does not take into account the possibility of first order
phase transitions. Nevertheless it can be used also to predict first order transitions: if
the deconfinement transition of the 4D SU(3) lattice gauge theory was second order it
would be in the 3D Z3 universality class, however no infrared fixed points are known for
the 3D Z3 systems, so this transition is expected to be (and is) a first order transition.

This Svetitsky-Yaffe conjecture clearly does not account for the groups with trivial
center, like the exceptional group Gs, for which the mean Polyakov loop is nonzero
also in the low temperature phase. The possibility was advocated that the low and
the high temperature regions of the G5 lattice gauge theory are not separated by a
phase transition, but are instead analytically connected. This proposal was refuted by
numerical simulations and it is by now known that the two phases are separated by a
first order transition [35,36].

3.3. Fermions on the lattice

We will use for the euclidean gamma matrices the conventions

{y 4" =26"; (") =#
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3. Lattice gauge theories

so the continuum free fermion action takes the form
Se= [ )"0, + My (o)t

The simplest discretization of this action is the “naive” fermion action

SF = % Z[@n’yuwrﬂrﬂ - &nﬁﬁfyuwn] + M Z r&nwn (331)

n, i

where 1, is the fermion field on the n-th site of the lattice (rescaled by a*?) and
M = aM. This action, however, does not describe a single fermion field, as can be seen
by looking at the limit a — 0 of its Green function:

_ mla Qi M —i>. Ak, 1
—; L H ik(z—y). E = —<in(k
Wi =l | oot s e ¢ 0 b= gsnia)

T T

Since the expression »_ i ];:z has 2* zeroes in the Brillouin zone (_Z’ 5}4, the continuum
limit of the “naive” action Eq. (3.3.1) describes 2* fermion species, a phenomenon know
as “fermion doubling”.

This behaviour of the “naive” fermion action can be simply explained by the existence
of a symmetry of the action Eq. (3.3.1) that in momentum space connects the states
with momentum % and k + 7/ (/% is the adimensional lattice momentum defined in
(—m, m]*), thus producing the noted degeneration in the spectrum (see e.g. [27]). The
deep origin of this phenomenon is however much more physical, not just related to an
accidental symmetry of the action, and it can be traced back to the axial anomaly: the
action Eq. (3.3.1) is, for M = 0, chiral invariant and, without doubling, it would be a
regularization of the fermion field with no axial anomaly. Indeed it can be explicitly
checked that the doublers cancel the axial anomaly (see e.g. [27,37]).

A number of no-go theorems [38—41] prevent from the possibility of constructing a
discretized fermion action with chiral invariance. It is indeed simple to show that a
lattice Dirac operator Dy, can not satisfy all of the following requirements:

1. in the limit @ — 0 a zero mass fermion is present in the spectrum

2. it has no doublers

3. it is local (i.e. its matrix elements decay fast enough with the distance)
4. it is chiral invariant

The general form of Dy, is the momentum representation is Dy, (p) = v,F*(p)+G(p); from
the requirement (4) it follows that G(p) = 0, from (1) it follows that F,(p) = p,+O(ap?)
and because of (3) the function F),(p) is continuous. Since the momenta on the lattice
are defined only modulo 27 /a it follows that F), also has zeroes at non-vanishing values of
the momentum, i.e. Dy, has doublers. In order to circumvent this result the assumption
of chiral invariance has been relaxed in several ways during the years.
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3. Lattice gauge theories

The first solution was proposed by Wilson and it amounts to add to the “naive” action
a term irrelevant in the continuum limit but capable to lift the degeneracy between the
doublers, which acquire a great mass and decouple. An example of such an action is

SW = SF - g Z IZn (Z 77Z)n+,& + ¢n—,& - 277Z)n>
fi

which gives rise to the correlation functions

Ay — 1 [tk M) — i3, V"R itamy)
(U(2)¢(y)) = lim s M) Y K2+ M (k)2

1 2r
k, = " sin(kya); M(k)=M + . ZSiIl (kna/2)

m

In the limit @ — 0 only region of integration near the origin gives a non-vanishing
contribution to the correlation function, since M — oo for k # 0.

In the Wilson approach the chiral symmetry is completely lost and it has to be re-
covered only in the continuum limit. A different approach is the so called “staggered
fermion” method: the action is written in term of an auxiliary spinless field, and the
physical fermion can be reconstructed by using the values of this field at 2¢ different
points. Although less intuitive than the Wilson method, this approach has the advan-
tage to preserve part of the chiral symmetry and to be computationally less demanding.
We will illustrate the idea of the method in two dimension for the sake of the simplic-
ity, but the generalization to higher dimension is just a simple technical problem. The
starting point is the action

S = ZXz “NXi+i — Xigl (3.3.2)

where y; are Grassmann variables without spinor structure and the phases (—1)?#) are
defined by
(_1)05(@0) =41 (_1)45(131) — (_1)\no|

where ny is the temporal coordinate of i-th lattice site. Let us now group together blocks
of 2 x 2 sites, which will be denoted by the indexes

1/
112

and introduce a fermion doublet ()%, ") by

w:(Xl); P =(% Xe)

X2

oi(2) Pt o)

X2
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3. Lattice gauge theories

By using the notation V,x; = xi+s — Xi—;i the action Eq. (3.3.2) can be rewritten as

S =3 {01Vt — iV1uh) + U5Vt + Vi) +

blocks
+ OU(Vouh — V1) + o (Vo +iV1v9) |

This action involves both coupling between different blocks and inside the same block; to
disentangle these two class of couplings it is convenient to introduce the block derivatives
of first and second order:

- 1
Vufi =

§(fi+3ﬂ — ficp); ﬁi fi = fixsp + ficp — 2fiv
by which the derivative V,, can be rewritten as V,, = @u — %@i By introducing the

doublet ¥ = (s) by
= (utmd) V2 0= (a+dn)/V2 Y = (u—md) V2 Y= (a—dy)/V2

the staggered action Eq. (3.3.2) can finally be rewritten in the form

_ ~ ~ 1_ ~
S=> {\I/(%Vo + 7V + 5\1/75T#Vi\11} (3.3.3)

blocks

0 —1 0 —i
B () me (5

In Eq. (3.3.3) it is possible to identify the second term as a Wilson-like term, which
ensure that the variable ¥ correctly displaies the physical content of the action. In this
way the original 4-degeneration of the “naive” action in two dimension, is reduced to a
degeneration 2. In the four dimensional case we end up with 4 species (usually called
tastes) of fermion instead of the 16 species of the “naive” action.

We will now show how the action Eq. (3.3.2) retains part of the chiral symmetry
invariance: this action is clearly invariant under the U(1) x U(1) transformation y,, —
U.xn for even n and y,, — U,x, for odd n and it is simple to show that the action of
this transformation on the fermion doublet W is

where

v — U(+)\If + U(_)’y5T3\IJ; T3 = ( é _01 ) U(:t) = Yo :5 Ue
which is a remnant of the chiral symmetry and forbids a mass term for the v and d
fermions.

The residual 4-degeneration of the staggered formulation is usually removed by using
the 4-root of the fermion determinant in the action; this introduces non-localities and it
is still disputed whether it is possible to theoretically justify this procedure. The final
form of the partition function used in staggered fermion simulation is thus

Ny /4

Z(T) = / e—SWM(detM[U]) U (3.3.4)
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3. Lattice gauge theories

where Sy is the Wilson action, Ny is the number of (degenerate) flavours and the fermion
matrix M;; (i, j being lattice sites) is the fermion matrix, defined by

1
Mi,j = am(si,j + 5 Z ni,u (Ui,#éi,j—ﬂ - U;_[%M(Si,jJrﬂ) (335)
m

the 7;,, being phase factors that generalize the (—1)?G1) of Eq. (3.3.2).

The Wilson and staggered fermions are the two historically standard methods to re-
move the doubling problem; more recently a new class of fermion discretization was
developed: the overlap fermions [42]. The most appealing property of this new formu-
lation is the presence at finite lattice spacing of an exact global symmetry, which in
the continuum limit reduces to the usual chiral symmetry [43]. This discretization is
however much more computationally demanding that the two previous ones and its use
is by now limited to studies of QCD at zero temperature. A feasibility analysis for a
project on finite temperature QCD with overlap fermions is reported in [44].
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4. Monopoles and confinement on the
lattice

4.1. Detection of monopoles on the lattice

The standard method to detect monopoles on the lattice was developed by DeGrand
and Toussaint in [9] for the U(1) lattice gauge theory and it is based on the Gauss’s
law. The U(1) gauge field is given by U,(x) = ¢©+®) and if ©,, is sufficiently small the
magnetic flux! through the (i, v) plaquette with vertex x is well approximated by

Ouw(x)=0,x)+0,(x+ i) —O,(x+ 1) —0,(x) (4.1.1)

Clearly, if we use the previous expression to estimate the flux through a closed surface
we will always get zero total flux, since each link would be included in the sum twice, one
with each sign. In order to obtain a non trivial result it is necessary to identify the Dirac
strings, which can be done as follows. We assume that the plaquette angle ©,,, consists
of two terms: physical fluctuations which lie in the range —7 to m and Dirac strings
which carry 27 units of flux. Defining 6, = ©,,, mod 27 the magnetic flux through a
closed surface X is given by

O= Y O, =2rM (4.1.2)

plag €X

where M is the number of monopoles inside the surface. By computing the magnetic
flux through the boundary of the elementary cubes of the lattice we can then locate the
monopoles.

In the case of non-abelian gauge theories one has first to fix a gauge and then to apply
the above procedure to the abelian subgroup spanned by some diagonal component of the
Lie algebra. However, while for the U(1) gauge theory the DeGrand-Toussaint recipe is
gauge invariant, this is not the case for non-abelian theories: the result strongly depends
on the choice of the gauge and, as consequence, the existence of a monopole in a location
of a given lattice configuration seems to be a gauge-dependent property.

Indeed for many years people have been speaking of monopoles in a given abelian
projection as different from those in the other projections and gauge transformation
were thought to be capable of creating and destroying monopoles: a common statement
was, for example, that in the Landau gauge there are no monopoles.

This physically unacceptable behaviour can be understood by using the results of [23],
presented in Sec. (2.5): we have shown that monopoles are gauge invariant but the

IFor the sake of the simplicity we will call just “flux” in this section what really is e times the magnetic
flux, where e is the gauge coupling.
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4. Monopoles and confinement on the lattice

charge calculated from the magnetic flux is not and that for a general projection the
Dirac quantization condition is not satisfied. On the other hand the Dirac quantization
condition is a fundamental ingredient of the DeGrand-Toussaint recipe, since the flux of
a Dirac string is a multiple of 27 only if Dirac condition is satisfied. In a general gauge
the flux carried by a Dirac string is less than 27 and some monopoles escape detection
by means of the DeGrand-Toussaint recipe.

It is thus clear that a gauge dependence exists in the detection of monopoles; we will
now show that it is also possible to predict the dependence of the number of monopoles
observed a la DeGrand-Toussaint on the gauge fixing used.

It is first of all necessary to identify the correct abelian projection in order to define
monopoles in a given configuration, i.e. how to perform a gauge fixing to the unitary
gauge in a numerical simulation. A possible strategy is to look for a differential equation
which is satisfied by the field in the unitary gauge Eq. (2.2.10) and then use it to fix the
gauge. It is simple to check that the field Eq. (2.2.10) obeys the condition [23]

OuA; +ie[AD ATl =0 (4.1.3)

which is just the continuum form of the Maximal Abelian Gauge (MAG [45]). The MAG
is thus the correct gauge choice for monopole detection.

Let us now suppose to have a gauge field configuration in the MAG with a monopole
located in the origin and the Dirac string directed along the Z direction, i.e. the lattice
analogue of the field Eq. (2.2.10). We can now apply to this configuration a known gauge
transformation and check by the DeGrand-Toussaint recipe if the monopole is still there
or not after the gauge change. We will do that with a class of gauge transformation
depending on a parameter «

U(a) = exp (—iv(@, 0, a)%) exp (—@ﬂ(é’, 0, a)%) exp (M(@, 0, oz)%) (4.1.4)
with
t V0, ¢6,0) =¢ B(0,6,a0) =aBO (4.1.5)

where O is the regularized 6 angle defined by Eq. (2.2.9). For a = 0 this transformation
is the identity, while for o = 7 it is the gauge transformation that maps the unitary
gauge into the hedgehog gauge (see Eq. (2.2.8)). Applying this gauge transformation to
the field Eq. (2.2.10) at large distance and projecting on the third axis gives the abelian

gauge field

As(a) = 2Tr [%A(a)} _ 1 — cos cos(ab)

. e
ersinf ¢

whose magnetic field is

1 .
b(a) = eTTSineag [sm9e¢ . Ag(&)]

The magnetic flux at infinity is

d(a) = 7‘2/de b(a) = 2 [1 + cos(am)]

e
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Figure 4.1.: Results and theoretical prediction (black line) for the ratio defined in (4.1.6).

and we finally obtain for the “effective” monopole charge @,,(«) calculated by using the
flux at infinity after the gauge transformation the following expression:

Qm(a) _ 1+ cos(ma) (4.1.6)

Qm(0) 2

The DeGrand-Toussaint recipe reveals only integer monopole charges, so for a given
configuration the charge measured after a gauge transformation of parameter o will be
equal to the one measured in the MAG for sufficiently small values of the @ parameter,
while for larger values it will be zero. The relation Eq. (4.1.6) is then expected to be
satisfied only by the mean values, where the average is to be calculated on an ensamble
of gauge configurations.

A numerical check of Eq. (4.1.6) has been performed in [46]. The lattice formulation
introduces however several sources of systematic error:

1. the monopole location in the initial MAG gauge fixed configuration is determined
with the precision of a lattice spacing. We assume the monopole to be in the center
of the elementary cube having non-vanishing magnetic flux through its boundary;

2. the direction of the string, i.e. the direction of the Z axes in the previous discussion,
is known with an angular precision of 7/4, since it is determined by the face of the
cube pierced by the Dirac string. We assume the Dirac string to be parallel to the
coordinate axes;

3. Eq. (4.1.6) was deduced in the continuum, on the lattice discretization errors are
to be expected.
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4. Monopoles and confinement on the lattice

It is also to be noted that in order to satisfy Eq. (4.1.6) we have to calculate the
magnetic flux by using a surface sufficiently far away from the monopole, otherwise
a residual dependence on the function K of Eq. (2.2.10) would be observed. In the
DeGrand-Toussaint recipe it is tacitly assumed that the boundary of an elementary
cube is “far enough” for the flux to give a reliable estimate of the monopole charge. A
test to verify if this assumption is correct was performed in [47] by using a modified
DeGrand-Toussaint recipe, in which, instead of elementary cells, cubes of size n® with
increasing values of n were used. The result of this analysis was that for the plaquette
and Polyakov gauges the number of observed monopoles strongly decreases by increasing
the n value, indicating strong UV noise, while for the MAG it is almost independent of
n. In testing Eq. (4.1.6) we thus use just the elementary cubes.

The configurations used to test Eq. (4.1.6) were numerically generated by means of a
standard combination of heathbath [48,49] and overrelaxation algorithms [50] and the
MAG gauge fixing was achieved by an iterative combination of local maximization and
overrelaxation steps (see e.g. appendix of [51]).

Since in the entire procedure we have to operate only on the elementary cubes contain-
ing the monopoles, we can use a small lattice, of size 4 x 8 (the results were nevertheless
checked for consistency also on a 4 x 162 lattice). To compute mean values about 3 x 10*
independent gauge configurations were generated at three different 3 values: one below
(8 = 2.2) and two above the deconfinement transition (5 = 2.5 and § = 2.9), which for
lattices with temporal extent N; = 4 is located at 8. = 2.2986(6).

The results of the simulations are shown in Fig. (4.1) together with the theoretical pre-
diction, Eq. (4.1.6). Data are in good qualitative agreement with the theoretical expecta-
tion, the previously noted sources of systematic errors preventing a complete quantitative
agreement. In particular for all the non-vanishing « values the ratio Q,,(a)/@.,(0) is
strictly lower than one, consistent with the expectation that in the MAG the number of
observed monopoles is the largest.

As alast comment we note that from Eq. (4.1.6) it follows that for & = 1 no monopoles
should be observed, as indeed happens in simulations. The transformation Eq. (4.1.4)-
(4.1.4) for o« = 1 is the gauge transformation from the unitary gauge, equivalently MAG,
to the hedgehog gauge and it is simple to show that the gauge field in the hedgehog
gauge, Eq. (2.2.4), satisfies the equation V- A = 0, which defines the Landau gauge for
a static configuration. As a byproduct of the previous argument we thus arrive at the
conclusion that in the Landau gauge no monopoles can be detected by the DeGrand-
Toussaint recipe.

It is a well known fact that in the Landau gauge no monopoles are detected, however no
explanation of this phenomenon was given before [46]. This fact was usually interpreted
as the absence of monopoles in the Landau gauge (see e.g. [52]), this being motivated by
the idea that monopoles are gauge dependent object. We gave strong evidence that the
origin of this behaviour is completely different: monopoles are gauge invariant quantities
related to the gauge covariant violation of NABI. It is their detection by the DeGrand-
Toussaint method that is gauge dependent, since it relies on the Dirac quantization
condition that we have shown not to hold, for a given configuration, in all gauges. In
particular in the Landau gauge all monopoles escapes detection.
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4. Monopoles and confinement on the lattice

4.2. The monopole operator

We have analyzed in the previous section the detection of monopoles in numerically
generated gauge configurations, however the numerical density of monopoles in not a
suitable observable for revealing monopole condensation. In order to detect monopole
condensation the vev of a magnetically charged operator u has to be computed: (u) is
zero in the normal phase and can be different from zero in the condensed phase.

The simplest way to construct a magnetically charged operator is to define it as the
operator that adds a monopole to the state to which it is applied [53] by a dual version of
the Dirac gauge invariant charged operator [54]. We will start from the abelian theory,
where the results are better established and we will then discuss the generalization to
the non-abelian case.

An operator that adds a monopole to a configuration is easily constructed in the
Schrodinger representation: if we denote by II(x) the canonical momenta conjugate to
the physical transverse gauge field A (x), the operator u defined by

u(y) = exp < /b’ (x, )Hi(x)d?’x) (4.2.1)
is the translation operator of the gauge field by b (x,y):
n(y)lAL(x)) = [AL(x) +bi(x,y))

which is equivalent to the commutation relation

[Ai(x), u(y)] = bi(x, y)u(y)
[Hi<x)v M(Y)] =0

Because of the linearity with respect to A, of the 't Hooft tensor, it follows from the
previous relations that

(4.2.2)

(@, u(y)] = m p(y) (4.2.3)

where @ is the magnetic charge operator and m is the charge of the field b, (x,y). The
operator p is thus charged if b, (x,y) is the transverse component of the field in x of a
monopole located in y.

A discretization of the operator Eq. (4.2.1) to be used in lattice simulations was
introduced in [55] and later improved in [56]: on the lattice the canonical momenta
correspond (with the Wilson action) to the mixed spatial-temporal plaquettes and the
operator in Eq. (4.2.1) can be rewritten (up to O(a?) lattice artefacts) as

p=exp(—BAS)  AS = Tr{llg(n,t) — Ty(n,t)} (4.2.4)

where
H,-O(n, t) = U,L(l'l, t)Uo( t)UZ(n,t—l— 1)Jrlj()(11,t>]L
H;O(nﬂ t) - Ui(n7 t)U ( t)Ml(n + ;L\, t)Ul<n7t + 1)TU0(n7 t)T

exp(tabj(n,y)) if t=0
Mf‘(n’t):{op it t#0

+
+t (4.2.5)
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Figure 4.2.: (upper) Numerical calculation of p for U(1) gauge theory on a 4 x N3 lattice
by using a Wu-Yang monopole of charge 4, for small 5 values and (lower)
in the neighbourhood of the transition.
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The fact that the operator Eq. (4.2.4) adds a monopole to the configuration, i.e.
that the commutation relations Eq. (4.2.2) are preserved by the discretization, can be
explicitly checked by performing the gauge transformation

U;(n,1) = Uj(n, 1) exp (iabj(n+j,y)) 0<;<3 (4.2.6)

After this transformation the plaquettes of the O-th temporal slice come back to its orig-
inal Wilson form, while the spatial plaquette angles of the 1-th temporal slice ©;;(n, 1)
defined in Eq. (4.1.1), change as

0;j(n,1) = 6;(n, 1) + Aibj(n,y) — Ajbi(n,y) (4.2.7)

so that the field of a monopole located in y is added to the gauge field in the temporal
slice t = 1. As a consequence of the transformation Eq. (4.2.6), the expressions in
Eq. (4.2.5) become

IT(n, 1) = Us(n, )Uo(n +7,6)Us(n, t + 1)"Mi(n + 7, £)Up(n, )’

exp (¢ ab; if 1= 428
Mj<n,t>:{0p< bmy) it (12.8)

Because of the commutativity of the U(1) gauge theory, the previous expressions are
the same of Eq. (4.2.5), just translated on the slice ¢ = 1 instead of the original ¢ = 0.
By iterating the application of transformation Eq. (4.2.6) on the temporal slices with
t > 1 we thus see that the effect of the operator i is to add a monopole to the whole
configuration.

In [56] it was shown that the previous construction is gauge equivalent to the one
introduced in [57, 58] for the U(1) gauge theory by means of the explicit duality trans-
formation. In the same references it was proven that (uf(x)u(y)) approaches a finite
value in the confining phase of 4d U(1) lattice gauge theory while it vanishes in the
deconfined phase as |[x —y| — oo, i.e. (i) is an order parameter for the deconfinement
transition in the U(1) gauge theory.

Since p is the exponential of an extensive quantity, it is computationally extremely
difficult to directly measure (x) in numerical simulations. It is convenient to compute
instead its logarithmic derivative

d
g

Since (u) =1 at § = 0, the vev of the u operator can then be reconstructed as

p log(p) = (S)s — (S + AS)stas (4.2.9)

(1) = exp ( /0 ’ p(:l:)dx) (4.2.10)

If monopole condensation is responsible for the confinement of color and we denote
by B. the deconfinement coupling, (i) should be different from zero for f < /. and
vanish for g > .. In terms of the p observable this amounts to say that p is regular for
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B < B., it develops a negative peak for § ~ . and for > [, it diverges negatively in
thermodynamical limit, limy, ., p = —00.

For computation purposes it is convenient to look at the finite size scaling (FSS)
properties of p. Since u is well defined everywhere we have

0= p (% g) (4.2.11)

where a is the lattice spacing, L the lattice size and £ the correlation length. Near a
second order the correlation length diverges as (see e.g. [59])

fOC (B_ﬁc)iu

and, as a consequence, Eq. (4.2.11) is well approximated by
n= u(Ll/”(ﬁ - &))

from which it follows that

p= Ll/”f<L1/”(ﬂ — Bc)) (4.2.12)

This behaviour can be used to determine the order and the position of the deconfinement
transition in numerical simulations.

The generalization of Eq. (4.2.4)-(4.2.5) for non abelian gauge theory introduced in
[10,60,61] uses

A

exp (iabj(n,y)(b) it t=0

(4.2.13)
0 if ¢ £0

Mj(n7 t) = {

where ® is the generator of the gauge group which identifies the magnetic U(1). By
applying again the gauge transformation Eq. (4.2.6) it is not difficult to show that
Eq. (4.2.7) is again satisfied, although only to leading order in the lattice spacing. Also
Eq. (4.2.8) is equal to Eq. (4.2.5) only up to lattice corrections. In order to avoid the
problems related to the possible difference between the direction (in color space) of
a monopole located in the configuration to which p is applied and the direction of the
monopole created by p, it is convenient to use periodic boundary conditions, that ensure
the absence of (a net numbers) of monopoles in the initial configuration.

For abelian lattice gauge theories, in numerical simulations p behaves as theoretically
expected: in the low 3 region p is well defined and it reaches its thermodynamical limit
quite fast (see Fig. (4.2)); near the deconfinement transition it develops a negative peak
and for § > f. it is no more defined.

In early works the behaviour of p in non abelian gauge theories seemed analogous to
that in the U(1) theory, however more systematic studies [11,62] have shown that the
generalization of the u operator is not as straightforward as it could seem: in Fig. (4.3)
the behaviour of p is shown for small 5 values. The values of p do not appear to reach
the thermodynamical limit even for 5 < (. and numerically they are observed to scale
linearly with the size of the lattice (see the inset in Fig. (4.3)). At the deconfinement
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4. Monopoles and confinement on the lattice

transition a bump develops, however, due to the low 3 behaviour, it is superimposed on
a still growing background. As a consequence, if the expectation value of the monopole
operator is reconstructed by Eq. (4.2.10) we get in thermodynamical limit (u) = 0 for
every [ > 0.

This behaviour of p was initially ascribed to lattice artefacts and, in order to reduce
their effect, the Wu-Yang form for the b(x,y) field was preferred to the previously
adopted Dirac one. This because in the Dirac expression the field gets large near the
string also far away from the monopole, while in the Wu-Yang formulation the only
singularity is at the monopole location . In this way the background is reduced typically
by about a factor of 3. However general behaviour does not change significantly.

The strong coupling expansion (see e.g. [27]) is a convenient tool in order to point out
the origin of this behaviour for small 3 values. By using

/UijU];rl dU 6il<5jk

it is simple to see that the leading order of the p strong coupling expansion for SU(N)
is given by
p o< 82> (Tuy+ Tys + Tp. — 3N?) (4.2.14)

n

where we introduced the notation
T;;(n) = Re{Tr [M;(n + )] Tr[M;(n + )T Te [My(n + i + ) M;(n +i + j)] } (4.2.15)

For the Wu-Yang monopole asymptotically A(r) ~ gr/|r|* and for SU(2) theory we get

Z éT‘Ey = Zcos (aAz(n+ 2)) cos (a Ay(n + §)) cos (a Ay(n + & + §)—

1 1 (4.2.16)
S 2.2 L L
—aA,(n+2+79)) ~ zn: [1 ga mE +O<‘n‘4)}
and p is thus expected to scale as
a2
p~ 55/ — d*z ~ B°a®N, (4.2.17)
r<Ns T

which is indeed the behaviour seen in Fig. (4.3). For the U(1) gauge theory it is instead

simple to show that
1

and as a consequence p has a finite thermodynamical limit.
We thus have to conclude that the p operator as defined above satisfies the following
two properties

1. it is the correct monopole operator up to O(a?) lattice corrections (as seen by using
the transformation Eq. (4.2.6));
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4. Monopoles and confinement on the lattice

2. it is not well defined in the thermodynamical limit for fixed non-vanishing lattice
spacing (as seen by Eq. (4.2.17)).

The point (1) is well known in the literature and it is related to the presence of
charged field: in a given abelian projection the gauge field can be decomposed in abelian-
like components (the diagonal components) and components charged with respect to
the residual U(1). These component are responsible for the O(a?) differences between
Eq. (4.2.5) and the transformed Eq. (4.2.8).

A different point of view on this particular aspect was put forward in [63], where it was
noted that the definition in Eq. (4.2.4)-(4.2.13) does not satisfy the Dirac quantization
condition at small scales, because of the continuum nature of the field b(x,y). The
proposed way to overcome this difficulty is to use as an intermediate step integer valued
string fields instead of b and to weight the resulting 1 operator with a measure defined in
order to reproduce the asymptotic monopole behaviour of b. This procedure is however
numerically very expensive since the “string measure” is defined by means of an auxiliary
Higgs model and its implementation thus requires two nested Monte Carlo simulations.

The ultraviolet problem of point (1) was commonly thought to be irrelevant on large
(> a) scales, however it was not considered that, due to the non-local character of the
operator, the O(a?) terms can conspire to produce nontrivial results also on large scales,
such as the observed spurious divergence of p. These O(a?) terms are indeed the origin
of the contractions that determine the structure of the traces in Eq. (4.2.15) and the
infrared divergence of p in Eq. (4.2.17).

We will now show a possible method to overcome this problem [64]: in order to better
understand the physical significance of the previous difficulties it is convenient to study
the behaviour of the vev (u(x)'u(x)). The lattice form of this operator is constructed
by using Eq. (4.2.4) and

ITy(n,t) = Ui(n, ) M;(n +7,6) Uy(n + 7, t) M;(n + 3, )Us(n, t + 1) Up(n, t)"  (4.2.18)
Indeed by using gauge transformations of the form Eq. (4.2.6) it simple to show that
this operator introduces (up to O(a?) corrections) a monopole in the positive time slices

and an anti-monopole in the negative ones. To study the strong coupling expansion of

(pTp) it is useful to introduce a quantity analogous to p, which we will denote by p, and
is defined by

d
— 1
=5 og (' pu)

Its strong coupling expansion is given at the lowest nontrivial order by

p2 o 3° Z (T + T2 + T2 — 3N?) (4.2.19)
where
T(Q) )Tr i(n+17) ’ ‘Tr (n+ )HQX
ij J

2
X [Tr[Mi(n+i+ j) M;(n+i+))]

(4.2.20)
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Figure 4.4.: (upper) Behaviour of p in SU(2) gauge theory at low [, the inset shows
that for 5 = 1.2 the value of p is independent of N, (the dashed line is a
constant), and (lower) near the deconfinement transition.
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For SU(2) theories we thus have the result that p, like p, is infrared divergent

2
pg ~ 55/ By~ BN, (4.2.21)
<

2
N, T

since for the Wu-Yang monopole we have
1
§ Txy ~ § j[ —+O<| |4>] (4.2.22)

while in the abelian case trivially (ufp) = 1.

If we denote by |0) a state of zero magnetic charge and by |1) the one-monopole state,
a properly defined monopole operator m should be an interpolating operator between
these two states, in such a way that (0|1) oc (0jm|0) and the value of (m) can then be
used to test if the magnetic symmetry is broken (i.e. both the states |0) and |1) has
non zero overlap with the vacuum) or not. The p operator previously introduced does
not completely fulfill this requirement, since it adds a monopole to a given configuration
(i.e. {1|u|0) # 0) but (u'p) = (0|uTu|0) — 0 in the thermodynamical limit, i.e. p|0) =
C(L)|1) with lim_,, C'(L) = 0, where L is the size of the system. A simple improvement

on p is achieved by using
1

fi = (4.2.23)
)
in such a way that |1) = 1|0) and (0[1) = (0|z|0) = (f1).
The quantity analogous to p that can be introduced for fi is defined by
- d N 1 1 1 —
P =35 log{ft) = p— 52 = 5(S)s + 5(5 + AS)g 55 — (S + AS)sras  (4.2.24)
where AS and AS are defined by
AS =" Tr{llp(nt) - My(n,t)}  AS= Z Tr{I(n, t) — Iy(n, 1)}
o(n,t) = U;j(n, t)Us(n + 7, 1)Us(n, t + 1)TUO(n t)f
ITy(n,t) = Ui(n, ) Us(n + 7, t) My(n + 2, ) U;(n, t 4 1) U (n, 1) (4.2.25)
I (n,t) = Uy(n, t)M;(n 47, 8) Up(n + 7, t) My(n + 7, )Us(n, t + 1) Uy (n, t)
. | exp(iabj(n,y)) if t=
Mﬂ(n’t)_{o it t#0

The mean value (fi) can be reconstructed by using the generalization of Eq. (4.2.10):

(/i) = exp ( /O ’ ﬁ(a:)dx) (4.2.26)

By using the developments Eq. (4.2.16) and Eq. (4.2.22) it is simple to show that in the
strong coupling expansion of Eq. (4.2.24) the infrared divergences present at the order
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Figure 4.5.: (upper) Behaviour of p in SU(2) gauge theory at high 3, the lines are linear
fits and the inset shows the dependence of p on N; at fixed 5 = 3.2 together
with a linear fit. (lower) Scaling of p near the deconfinement transition:
B = 2.2986(6) is the critical coupling, p, ~ —7.39 is an estimate of the
analytical background and 1/v & 1.587 for the 3d Ising universality class.

45



4. Monopoles and confinement on the lattice

B%1in p and py cancel and the result is, to this order, well defined in the thermodynamical
limit. There are some hints that this cancellation of divergences is true at all order of
the p strong coupling expansion, however a complete proof is still laking.

Numerical results for the new observable p on lattices of temporal extent Ny, = 4
are shown in Fig. (4.4) and Fig. (4.5): in the low [ regime the values saturate, at
the deconfinement transition a negative peak develops and for larger 5 values p is no
more well defined. The scaling in the neighbourhood of the deconfinement transition is
consistent with the known value of the critical coupling, 5. = 2.2986(6), and with the
critical exponent v = 0.6301(4) of the 3d Ising universality class.

In Fig. (4.6) the behaviour of p on a lattice of temporal extent N, = 6 is shown. This
is clearly a preliminary result, however two observations are in order: a negative peak
in p develops in correspondence of the deconfinement transition at 5. = 2.4265(30) and
the analytical background is approximately p, ~ —7, as in the N; = 4 case.

SU(2) gauge theory 6x30°
Wu-Y ang monopole of charge 4
I ' I ' I

-6.8H —

Q72— —

-7.61— —

2.36 2.38 24 242 244 2.46 248

Figure 4.6.: Behaviour of p on a 6 x 303 lattice.

The rescaled definition Eq. (4.2.24) thus appears to be theoretically well motivated
and numerically accurate. Further studies are being carried out in order to check the
dependence on the lattice temporal extent (i.e. the continuum limit) and to extend the
previous analysis to SU(3) and G lattice gauge theories.
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4. Monopoles and confinement on the lattice

4.3. The QCD phase diagram

In SU(N) gauge theory without quarks the confined low temperature and deconfined
high temperature phases are separated by a phase transition, as ensured by their different
symmetries: the center symmetry is realized @ la Wigner in the low temperature confined
phase while it is spontaneously broken in the deconfined phase.

One of the principal aims of the studies of QCD at finite temperature is to analyze
how the introduction of the fermions modifies the order or the universality class of the
deconfinement transition. A major difficulty is that when quarks are coupled to the
gauge field the center symmetry is explicitly broken and the Polyakov loop cannot be
used as an order parameter.

Explicit symmetries of the QCD Lagrangian are known only when quarks have infinite
or vanishing masses. In the limit of infinite mass, the so-called quenched approximation,
quarks decouple and the QCD Lagrangian reduces to the Lagrangian of pure gauge
theory, the invariance being again related to the center symmetry. In the opposite limit
of vanishing masses the invariance of the Lagrangian is associated to the chiral symmetry.

The classical invariance group of QCD Lagrangian in presence of /Ny massless fermions
is given by

GC = SUv(Nf) X SUA(Nf) X U(l) X UA(l) (431)

which, due to the chiral anomaly, is reduced in the quantum theory to
Gy = SUy(Ny) x SUs(Ny) x U(1) x Zy;, (4.3.2)

At zero temperature the SU4(Ny) component is spontaneously broken while at high
temperature it can be shown [65] that it has to be realized a4 la Wigner. Also the
symmetry Uy (1) is expected to be effectively restored at sufficiently high temperature.
An order parameter for the SU4(Ny) symmetry is the Ny x Ny matrix

By = (Ui(1 + v5)05) (4.3.3)

where 9; is the field of the i-th fermion and ¢;(1 + ~5)t; is a color singlet. The matrix
®;; transforms under G, as ’
O — e HULOU_

where U, are independent SU(Ny) matrices and « is the parameter of the U4 (1) trans-
formation. The more general effective Lagrangian for ® with symmetry group G. is [66]

1 1
Ly= §Tr[(8u<I>T)(8uCI>)] - §m§>Tr(Q>Tq>) + g1 [Tr(®TD)]? 4 go Tr(DTd)? (4.3.4)
while if we use the invariance group Gy a term of the form

c(det @ + det ®) (4.3.5)

has to be added to Eq. (4.3.4).
The use of G, or G, as symmetry group of the effective Lagrangian corresponds to
the two physical possibilities
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1. the phase transition happens at a sufficiently high temperature, such that the
classical symmetry Us(1) can be considered as effectively restored,

2. at transition the classical symmetry Ujs(1) is still broken to Zy, by the chiral
anomaly.

In the first case the group G. is the correct choice, otherwise G, has to be used. The
analysis performed in [66] led to the following results regarding the universality class of
the chiral transition:

G. — if Ny =1 second order in the 3d O(2) universality class or first order
— if Ny > 1 first order?

G, — if Ny =1 no transition,
— if Ny = 2 second order in the 3d O(4) universality class or first order,
— if Ny > 2 first order.

For non zero quark masses no exact symmetry of the QCD Lagrangian is known
that can be used in order to build an order parameter for the deconfinement or chiral
transition. In particular there is no known symmetry reason to force the existence of
a phase transition. If the dual superconductivity of the vacuum picture is correct, a
dual symmetry could however exist, in which the degrees of freedom associated to the
boundary conditions plays a prominent role.

The above general considerations give some constraints on the QCD phase diagram
but are not capable to predict its complete form, which depends on the non universal
features of the model.

For QCD with 2 4 1 flavours (i.e. 2 degenerate quark flavours with masses m,, and a
third flavour with a possibly different mass my) the phase diagram is usually assumed
to be of the form sketched in Fig. (4.7): the tick lines represent second order phase
transitions, which are expected to be in the 3d O(4) and 3d Ising (Z2) universality
classes, while the dot denoted by 7' represent a tricritical point. In the connected
regions that include the m,, = my = 0 or the my; = m, = oo points the transition is first
order while for intermediate masses no phase transition is present, just and analytical
crossover. The upper line describes the Ny = 2 case since for my = oo the third flavour
decouple; analogously the right of the figure corresponds to Ny = 1.

The phase diagram depicted in Fig. (4.7) satisfies all of the constraints imposed by the
universality arguments exposed above and it is often presented as completely established,
the point corresponding to the physical quark masses being positioned in the crossover
region. Nevertheless there are some points which deserves a more careful analysis:

e the position of the physical quark masses in the diagram,

2The more detailed analysis performed in [67] revealed the existence of an infrared stable fixed point
also for the Ny = 2 case, with critical indices almost identical to those of the 3d O(4) universality
class.
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Figure 4.7.: The QCD phase diagram as it is usually presented (the so-called “Columbia
plot”).

e the order of the chiral transition for Ny = 2.

The precise location of the physical point in Fig. (4.7) is clearly of great phenomeno-
logical importance: the presence of a phase transition and its order could have observable
consequences in heavy ions collisions and cosmology. Simulations at the physical mass
values are however computationally extremely demanding and the conclusion that at
the physical point no phase transition is present is based only on the observation that
the susceptibilities of the observables do not grow, within the statistical errors, by in-
creasing the lattice size. This is clearly a necessary condition for the absence of a phase
transition, but the presence of the statistical errors prevents it from being also a suffi-
cient condition: the transition can be weak enough that much larger volumes than the
available ones are needed in order to observe a significant increase in the susceptibilities.

A theoretically safer procedure would be to map the position of the line of Z; transi-
tions. This procedure was followed in [68], with the additional aim to detect the influence
of the tricritical point, but did not lead to conclusive results because of the limited lattice
sizes used.

The second point, the order of the chiral transition for Ny = 2, is at first sight less
physically significant, however it can help to shed new light on the previous point, not
to mention that, in order to understand the phase diagram at finite density and physical
quark masses, it is convenient to have a complete understanding of the phase diagram
at zero temperature also for non physical values of the quark masses. In particular the
tricritical point shown in Fig. (4.7) exists only if the Ny = 2 transition if of second
order and the presence of the tricritical point near the physical point is expected to have
observable consequences [69].

In the studies previous to [70] the O(4) scaling was never observed for all the measured
quantities, only the dependence of the critical coupling . on the quark mass used seemed
to favour the O(4) scenario. In [70] it was shown that also this f. scaling, when properly
analyzed, does not provide statistically significant support to the claim that the Ny = 2
is in the 3d O(4) universality class.

Taking advantage of the knowledge of the scaling field at the chiral transition, in [70] a
novel simulation strategy was proposed in order to have a clear-cut distinction between
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the two theoretically possible scenarios, i.e. a first order transition or a second order
transition in the 3d O(4) universality class. The idea of the method is quite simple: if
the transition is second order in the O(4) universality class, two relevant scaling variables
have to be present, a thermal-like variable 7 and a magnetic-like variable h. Because of
the chiral symmetry the magnetic variable is to lowest order proportional to the quark
mass m; the free energy can then be written in the scaling form (see e.g. [59])

F = L*¢(rLY, amL'") (4.3.6)

where y;, y;, are the thermal and magnetic renormalization group eigenvalues (y, = 1/v,
where v is the correlation length critical index) and L is the system size. The idea is
then to vary L and m but keeping the scaling variable am LY fixed, in order to reduce
the double scaling of Eq. (4.3.6) to a single scaling problem.

This analysis was performed in [70] by using for y, the known value of the 3d O(4)
model and lattice temporal extension N; = 4: the results did not scale as expected
from Eq. (4.3.6), moreover some indications were presented that favoured the first order
scaling. The same study was repeated in [71] by using y, = 3, i.e. the value expected
for a first order transition, and a nice scaling was reported. These results raised the
following objections

1. no clear signal of bistability was observed, at least to the spatial sizes studied
2. the lattice used (standard staggered fermions with N; = 4) is rather coarse

As to the first point this is not really an objection, since bistability can show up at
larger volumes. Clearly a well defined bistability is the most evident signal of a first
order transition but the explicit observation of the discontinuity is not the only way to
check for the existence a first order transition. In particular statistical systems exist (like
the 2d Potts model) which are theoretically known to display a first order transition but
for which it is not possible to clearly observe a bistability in simulations, the only way
to numerically check the theoretical results being the scaling with the first order critical
indices (see e.g. [72]). In any case there is no way a priori to discriminate, at finite
volume, between an analytical cross-over and a weak first order transiton.

The observation that the used lattice spacing are quite coarse is clearly true, but it
would be surprising if the scaling of local observables at a second order phase transition,
i.e. a typically IR effect, were influenced by the UV lattice artefacts. This point,
however, deserves further investigation and the analysis of [70,71] is being repeated by
using lattices with temporal extension N; = 6, thus reducing by 3/2 the lattice spacing.

A complementary analysis is being performed in the high mass region of the Ny = 2
theory: the existence of an endpoint for the large mass first order transition is clearly a
necessary condition for the existence of the second order chiral phase transition, however
its existence has never been verified in a convincing way (some hints were presented
in [73]). Simulations are being carried on in the large mass regime in order to get clear
evidence of the existence (or not) of this endpoint.
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4.4. The computational challenge

Simulations of lattice gauge theory coupled to fermions are much more numerically
demanding than pure gauge theory ones since fermions have to be represented in the
functional integration by anticommuting variables. The best available method to deal
with this problem is to explicitly integrate out the fermions and substitute them with
dummy bosonic field ¢ (know as pseudo-fermions) in the following way [74]:

7 = /@U@@gwesg[U]iﬁM[U]w x /@U det(M[U])e™ %IV
(4.4.1)
x / DUDb exp ( —S,[U] - gb*(M[U]TM[U])_lng)

To use Monte Carlo methods it obviously needed that det M[U] > 0, which is the case
in the zero quark density simulations we are considering.

A convenient algorithm to simulate the action in Eq. (4.4.1) is the Hybrid Monte
Carlo [75] HMC). The idea is very simple and it is conveniently exposed by using as
an example the case of a single boson with action S = V(p): as a first step a dummy
conjugate momentum p is associate to ¢ and the action becomes S = %pz + V(p); it
is trivial that this change leaves invariant the mean values of ¢ observables. The HMC
then proceeds as follow

1. a random initial momentum is generated with probability o e_%pg,

2. starting from the state (¢, p), a new trial state (¢', p) is generated by numerically
solving the equations of motion derived from the action S,

3. the new state (¢, p') is accepted with probability min(1, e=%%) where §S = S(¢', p')—
S(p,p) (Metropolis step).

It can be shown (see e.g. [27,75,76]) that the sequence of the ¢ configurations obtained
in this way is distributed with the correct e~V probability provided the solution of
the equation of motion satisfies the requirements

e the evolution is reversible, i.e. (p,p) — (¢',p') if and only if (¢, —7") — (¢, p),

e the evolution preserves the measure of the phase space, i.e. det 852‘;:’2;) =1.

A large class of integrators that satisfy these two constraints are the so-called symmetric
symplectic integrators, the simplest member of this class being the leap-frog or PQP
scheme (for improved schemes see e.g. [77-79]).

In the particular case of the action in Eq. (4.4.1) a convenient implementation of this
picture is given by the ® algorithm of [80]:

1. a vector R of complex Gaussian random numbers is generated,

2. the pseudofermion field is initialized by ¢ = M[U]'R, in such a way that the
probability distribution for ¢ is proportional to exp(¢*(MTM)~1¢),
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3. the dummy momenta associated to gauge fields are initialized by Gaussian random
matrices,

4. the gauge field and momenta are updated by using the equations of motion,
5. the final value of the action is computed and the Metropolis step performed.

The point (4) is the more time consuming, since the calculation of the force requires at
each step the solving of the sparse linear system

(M[U]TM[UDX =9 (4.4.2)

which is usually performed by means of Krylov methods (see e.g. [81]). In order to speed
up the algorithm a number of methods have been proposed, whose aim is typically to
reduce the number of inversions needed in the update [82-85].

For staggered fermions a complication is the presence of the 4—th root of the deter-
minant in the action: Eq. (4.4.2) becomes

(M[U]T M[U])n/4X _ (4.4.3)

where n € Z is related to the number of flavours. In order to overcome this problem
the Rational Hybrid Monte Carlo (RHMC) was introduced in [86], in which the root
of the fermion matrix is approximated by a rational function, which is then efficiently
computed by means of the shifted versions of the Krylov solvers (see e.g. [87]).

The matrix M|[U] is in a typical case a ~ 10° x 10° sparse matrix, whose details depend
on the discretization used for the fermions, and the system Eq. (4.4.2) has to be solved
~ 20 times in order to get a gauge configuration. In finite temperature simulations
near phase transitions the situation is worsened by the increasing of the autocorrelation
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Figure 4.9.: Architecture of a modern NVIDIA graphics card.

time of the Markov chain, so that in order to obtain two statistically independent gauge
configuration an increasing number of updates is necessary. In usual simulation a total
amount of ~ 10% updates is a reasonable estimate. The CPU core time needed for of an
update strongly depends on the physical parameters but it practically amounts to 2 2
hours.

From these rough estimates it clearly emerges the need for dedicated machines per-
form QCD simulations. The standard architectures used are CPU clusters with fast
interconnections between the nodes, like the APE and the Blue Gene machines, however
the increasing need for low cost computing resources led in recent years to explore less
traditional architectures.

The video game market developments compelled graphic cards (Graphic Processing
Units, GPUs) manufacturers to increase the floating point calculation performance of
their products, by far exceeding the performance of standard CPUs (see Fig. (4.8)). The
GPU architecture evolved toward programmable many-core chips that are designed to
process in parallel massive amounts of data. These developments suggested the possi-
bility of using GPUs in the field of high-performance computing as low-cost substitutes
of more traditional CPU-based architectures.

The seminal work that introduced the use of GPUs in lattice QCD simulation was [88]
in which the native graphics APIs were used, but the real explosion of interest in the field

GPU Cores | Bandwidth | Gflops (peak) | Gflops (peak) | Device Memory
GB/s single double GB
Tesla C1060 240 102 933 78 4
Tesla C2050/2070 | 448 144 1030 515 3/6

Table 4.1.: Specifications of the NVIDIA cards designed for high performance
computing.
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4. Monopoles and confinement on the lattice

followed the introduction of NVIDIAs CUDA (Compute Unified Device Architecture)
platform, that effectively disclosed the field of GPGPU (General Purpose GPU) by
allowing the possibility of programming GPUs by a C-like language.

The typical architecture of a modern NVIDIA graphic card is shown in Fig. (4.9).
Primary storage is provided by the device memory, which is accessible by all multipro-
cessors but has a relatively high latency. Within the same multiprocessor, cores have
access to local registers and to shared memory, which is shared between the threads of
the multiprocessor and it is orders of magnitude faster than device memory, being very
close to the computing units. While the total amount of device memory is of order of
GBs, the local storage is only 16KB both for the registers and for the shared memory?,
so that it is typically impossible to use just these local fast memories. The latency time
of the device memory can be hidden by having a large number of threads in concurrent
execution, so when data are needed from device memory for some threads, the ones
ready to execute are immediately sent to computation. The highest bandwidth from
device memory is achieved when a group of 16 threads accesses a contiguous memory re-
gion (coalesced memory access), because its execution requires just one instruction call,
saving a lot of clock-cycles. Because of the presence of these three storage levels with
different latencies, in GPU application much care has to be used in the memory man-
agement, especially in QCD simulations, where the efficiency turns out to be strongly
limited by bandwidth.

The specifications of the NVIDIA cards used are reported in Tab. (4.1), where the
reported bandwidth is the internal bandwidth of the GPUs. This has to be compared
with the typical bandwidth of 5GB/s of the communications between the GPU and the
CPU host, which are settled by a PCI express bus. This is the main bottleneck in most
GPU applications.

Application of GPUs in lattice QCD simulations have been mainly limited to the
inversion of the Dirac matrix (see e.g. [89]) to be performed in order to analyze stored
gauge configurations previously obtained by using more standard architectures. Our
aim [90] was instead to use GPUs to efficiently perform a complete simulation, without
the need to rely on more traditional architectures.

In order to avoid the bottleneck of the communication between CPU and GPU we
decided to copy the starting gauge configuration (and momenta) on the device memory
at the beginning of the simulation and to perform the complete update on the GPU,
instead of using it just to speed up some functions and transferring gauge field back and
forth between host and device memories. In our implementation of the Dirac kernel a
different thread is associated to every (even) site in the fermion update and to every link
in the gauge update, so that different treads do not cooperate: shared memory is used
just as a local fast memory (the cache memory is not present on GPU). This setup is
forced by the high ratio between data and floating point operations per kernel.

Double precision capability was introduced with NVIDIAs GT200 generation, the first
one specifically designed having in mind HPC market. While at first the performance in
double precision was about an order of magnitude smaller than the one in single precision,

3For NVIDIA Tesla cards 10 series. The 20 series has 64KB of on-chip memory.
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4. Monopoles and confinement on the lattice

Lattice | Bandwidth GB/s | Gflops

4 x 16° | 56.84 & 0.03 49.31 £ 0.02

4 x 32% | 64.091 £ 0.002 55.597 £ 0.002
4 x 48% | 69.94 £ 0.02 60.67 + 0.02

Table 4.2.: Staggered Dirac operator kernel performance figures on a C1060 card (single
precision).

in the Fermi generation (2010) there is only a factor 2 between the peak performance in
single and double precision. Nevertheless, when there are not strong precision issues that
force the use of the double precision, single precision is to be preferred, since it halves
the size of the memory transfers, effectively increasing the efficiency of the program.

An example of the performance obtained for the Dirac operator is shown in Tab. (4.2),
from which it is clear that the main bottleneck is the bandwidth: while using 60 —70% of
the bandwidth, only the 5 — 6% of the peak performance is reached. For more technical
details on the implementation see [90].

The time needed for a complete update on different architectures is shown in Fig. (4.10)
and the time gains of the GPUs over the CPUs are reported in Tab. (4.3) and Tab. (4.4),
from which it appears clearly that GPUs can be efficiently used as substitutes of the
traditional architectures. In particular a single GPU, whose cost is ~ 10*€, typically
outperform an APENext crate, whose cost is of order of 105€.

high mass \ low mass ‘
spatial size 3248|6416 |32 48]
Opteron (single core) | 65 | 75 | 75 | 40 | 50 | 85
Xeon (single core) 50 [ 50 | 50 | 15 | 25 | 30
apeNEXT crate ~3 ~1

Table 4.3.: NVIDIA C1060 time gains over CPU and apeNEXT.

high mass low mass
spatial size 32 [48 |64 [16[32]48 |
Opteron (single core) | 115 | 130 | 140 | 65 | 75 | 140
Xeon (single core) 85 |85 | 100 | 30 | 40 | 50
apeNEXT crate ~06 ~2

Table 4.4.: NVIDIA C2050 time gains over CPU and apeNEXT (same code as for C1060,
no specific C2050 improvement implemented).
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5. Conclusions

The identification of the physical mechanism responsible for color confinement is still
matter of controversy in the physical community. The dual superconductivity of the
vacuum picture is probably the most interesting possibility from the theoretical point of
view, since it is possibly related to a dual symmetry of QCD.

The main theoretical problem in this framework is the definition of the monopole
degrees of freedom, which appear to explicitly depend on the specific abelian projection
used. We pointed out that the abelian magnetic current is the component in the direction
of the abelian projection of the violation of the non-abelian Bianchi identities, thus
providing a gauge invariant characterization of the monopoles. A direct consequence
of this result is that dual superconductivity through monopole condensation is a well
defined gauge invariant mechanism for color confinement.

By using the connection between the magnetic current and the gauge covariant NABIs
violations, it is possible to give an explanation of the gauge dependence of the monopole
detection a la DeGrand-Toussaint and to provide quantitative predictions for the de-
pendence of the number of monopoles detected on the gauge fixing adopted. These
predictions were checked numerically and the agreement is satisfactory. In particular in
this way we explained the impossibility to detect monopole by the DeGrant-Toussaint
recipe in the Landau gauge.

o order to study monopole condensation and its relation with color confinement by
numerical simulations it is necessary to compute the vacuum expectation value of a
magnetically charged operator. The introduction of such an operator on the lattice
presents non-trivial problems for the non-abelian gauge theories. We provided strong
indications that these problems can be overcome by properly modifying the previously
introduced monopole operator p and we presented numerical results for the pure gauge
SU(2) theory that, although not yet conclusive, support the theoretical analysis.

The introduction of the fermions does not require any modification of the picture of
color confinement through dual superconductivity, since monopole degrees of freedom
are only related to the topology of the gauge configuration. Monopole condensation
can thus provide valuable information in the study of the QCD phase diagram at finite
temperature. Simulations are being performed in order to clarify some controversial
points of the QCD phase diagram, in particular the order of the chiral transition with
two massless quark flavours. Theoretically there are two available possibilities, first order
or second order in the 3d O(4) universality class, and which of these two possibilities
is realized is a peculiar property of the QCD phase diagram that can be settled by
numerical simulations.

Numerical simulations of QCD are however extremely computationally demanding and
require the use of dedicated machines. In order to made these simulations more feasible
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5. Conclusions

(both from the computational and the economical point of view) new computational
architectures are being currently tested by various research groups. We showed that the
graphics processing units are a valid and relatively cheap substitute of the traditional
dedicated machines and, after an initial stage of software development, we are currently

using them to study the QCD phase diagram.
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A. Conventions

A.1. Gauge coupling

The fundamental electric charge will be indicated by e, while g will be the magnetic
charge. The covariant derivative, the covariant derivative in the adjoint representation
and the field strength are defined by the relations

D, =0, +ieA,
Dy = 0, +ie[Ay, -]
1
GMV = [Dua DV] == aMAy - al,AM + ie[A/m Ay]

e

The gauge transformation acts on fermions and gauge field as
)
W =Uyp A, =UAU"+ E((’)MU)UT

It is simple to check by direct computation that if ¢ is a field in the adjoint representation
then
[nggv Digg]gb = Z'G[G,m,, ¢]

A.2. Roots and weights

Our notation is the standard one (see e.g. [91,92]): the generator of the Cartan subgroup
are denoted by H;, i = 1,...,r (r is the rank of the group). The eigenvalues of the H;
operators in a given representation are called the weights of the representation. A
distinguished role is played by the adjoint representation and its weights are called
roots; the generators of the algebra not in the Cartan subalgebra are associated to
non-vanishing root values and occur in pairs with opposite root values:

[H;, H;] =0 |H;, Eyg) = *0; Eyg
(Ea,Eg) = NyjEzy5 B E-d=a-H
where @ = (o, ..., ;) and N 7 # 0 only if @ + f is a root. A root @ is conventionally

called positive if its first non zero component is positive and a positive root is said to be
simple if it cannot be written as the sum of two other positive root. Also

H'=H, E';=E; To(HH)=\5; Te(ELE;)=X5;5 A>0

&76
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A. Conventions

The fundamental weights ji® are defined in terms of the simple roots &’ by means of the
duality

at . ﬁj — §U
In the literature the usual definition is 2 (;)2 = §%; we changed the normalization just
to simplify the notation. The operators associated to fundamental weights, which will
be called 7', are defined by i’ = i’ H, are a base of the Cartan algebra and they satisfy
the commutation rules

[, Hy) =0 [, Bzs) = 65 Exs

A.3. SU(N)

The group SU(N) is an N? — 1 dimensional group, whose Lie algebra su(N) is the
algebra of hermitian traceless matrices. Its rank is N — 1 and a convenient base for the
Cartan algebra are the generalized Gell-Mann matrices H,, defined by

1 m
H,) =-— 0ik0jk — MO mt10jm 1<m<SN-1 1<4j<N
( )U 2m(m + 1) (; kOjk ;m~+103, +1> J

which satisfy the normalization condition Tr(H;H;) = 4;;. For example

10 0
01 O
00

5
|
O O O =
- O O = O
- O Rk OO
o O O

The N weights of the fundamental representation are the (N — 1)—vectors given by

) = 0], = s (S

and it is straightforward to check that they satisfies the relations

| 1
gl gl = 2§
14 14 ij ON

2
The E's operators get from one weight to another, so the roots are given by the differences
of the weights; the positive root are 7% — 77 for i < j, while the simple roots are

=1

alt=v'—p™* 1<i<N-1
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A. Conventions

and they satisfy the relation
1

—i =]
a'-a’l =o;— §5i,ji1

so that all simple roots have length 1 and the angle between two consecutive simple
roots is 2m. The Dynkin diagram for SU(N) is shown in Fig. (A.1). It is simple to show
that the fundamental weights are

where the factor 2 is due to our normalizations. Explicitly the simple roots and the

associated operators are given by
i+ 1
St b 1<im <N -1
i

(oz )m = —4/ 5 0;
(@-H !

)i = 5 (05 = 8i415)0;

The operators associated to fundamental weights are

i N—i

diag(N —4,...,N —4,~i,...,—1)

~

M:N

which is easily shown by noting that Tr[4’ (a7 - H )] = 36% for every simple root.

1 2 3 N-2 N-1
Oo——O0—CO - O0—=0

Figure A.1.: Dynkin diagram of SU(N).

A.4. SO(2N +1)

The group SO(2N + 1) is an N(2N + 1) dimensional group, its Lie algebra so(2N + 1)
is the algebra of the imaginary antisymmetric matrices and it has rank N. A convenient
base for the algebra is the one whose elements are the matrices M, defined by

(Mab)wy - _i<5ax6by - 5b:v5ay)

which satisfy the condition Tr(My,Meq) = 204:0pa. As generators of the Cartan algebra
we can choose the matrices
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while the operators associated to the roots are (n,n' = £1)

1 .
E,zi =7 (Maj_12n41 + in Majans)

1 )
Eopi fryin =3 (M2j—1,2k—1 + 1 Majop—1+

+in Moj—121 — 1m0’ M2j,2k>
where 1 < j,k < N and (ﬁj)m = 0;,. The simple roots are

A= -t 1< j<N-1
&N — le

The first N — 1 simple roots have lengths /2 and relative angles %7?; the N—th root has
length 1 and the angle with the NV — 1—th root is %7?. These properties are summarized
in the Dynkin diagram Fig. (A.2). The fundamental weights are given by the expression

i
=y
J=1

1 2 N-2 N-1 N
O——=O

Figure A.2.: Dynkin diagram of SO(2N + 1).

A.5. Gy

The group G5 is most conveniently described by using the Cayley octonions. These can
be defined by means of the Cayley-Dickson process applied to quaternion, similarly to
the construction of quaternion from complex numbers and complex numbers from real
ones (see e.g. [93]). Octonions are non-commutative and non-associative, although they
satisfy a weak form of associativity, namely alternativity, i.e. [z,y,z] = (zy)z — z(yz)
is completely antisymmetric.

The group G is defined as the automorphism group of the octonions: Gy = GL(O).
It can be shown (see e.g. [93]) that Gy C SO(7) and that G is exactly the 14— dimen-
sional subgroup of SO(7) that fixes the completely antisymmetric 3—tensor 7" whose
independent non-vanishing components are

T127 = T154 = T163 = T235 = T264 = T374 = T576 =1

As a consequence G5 can be described as the group of the real 7 x 7 matrices that satisfy

the relations
Qaanc = 6bc detQ =1 Tabc = Tdedeaerch
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dij)

1,..

A convenient base for the algebra of the Gy group was introduced in [94] and it is

given by the following C; matrices, ¢

0
0
0
0
-1
0
0

0 00O0O
00000
000O0O
00000
000O0O
00001
00010

1
0 0 -1
0

-1 0 0

0 00

0

0

(3
0125

0 00O

0
0
0
0
0

0
0
0
0
0
0
1

0
0

0
-1

0000

00 01

0
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0 00O
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-1 0 0 0 O

0 00 0O

—1

0000

0000

0
0
0

0 00O
0 001

0 00O

00 00

(3
0325

0 0 0O

0

0 0
-1
0

00 0 00
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00 0 00O
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-1 0 0 O

0 0 0O

0

0 0 0O

1
0
0
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-1

0 0 0 O

0 0 0 O

0

= AN
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0
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0 O
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0
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00 0 -200 0 00 0 0 -20 0
00 0 0 00 —1 00 0 0 0 10

oo 0 001 0 oo 000 01

Cyy = 20 0 0 00 0 Cly = 00 0 0 0 00
231 00 0 0 00 o0 231 9 0 0 0 0 0 0
00 -1 0 00 0 0 -1 0 0 0 00

01 0 0 00 0 00 -10 0 00

000 0 0 -2 0 0 0 00 0 0 —2

000 0 -1 0 0 00 01 0 0 0

S looo -1 0 0 o0 oo 00100
Cas=——]001 0 0 0 0 Cu=——|0 =100 0 0 o
231010 0 0 0 o0 2310 0 10 0 0 o0
200 0 0 0 0 00 00 0 0 0

000 0 0 0 O 2.0 00 0 0 0

The group G4 has rank 2 and the Cartan subgroup is generated by C5 and Cy;. By
simultaneous diagonalization of C5 and C; it is trivial to obtain the weights of the
fundamental 7—dimensional representation of Go, which are depicted in Fig. (A.3).

A
1/vV3 ¢
1/2/3 1 A
0
“1/2v3 ¢
~1/V/3 ¢ v

~1/2 0 1/2

Figure A.3.: Weights diagram of the Gy fundamental representation.

Root vectors are obtained as differences of the weights of the fundamental represen-
tations and are shown in Fig. (A 4).

The simple roots are
- 0 1 . 1 V3
1 = _— Qo = _—, — —
1 9 \/g 2 9 ) 9
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v3/2 1
IVAVER |
1/2v3 ¢

-1/2v3 1
,1/\@ 1
,\/3/2 1

Y

-1 -1/2 0 1/2 1

Figure A.4.: Weights diagram of the G5 adjoint representation.
Figure A.5.: Dynkin diagram of Gb.

and the angle between them is %W, so the Dynkin diagram of the group G5 is the one

shown in Fig. (A.5) and the fundamental weights are

fh = (3, \/§> fia = (an)
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B. Proof of Eq. (2.5.2) for the
exceptional groups

We will sketch how the proof of Eq. (2.5.2) given in the text can be extended to the
exceptional groups. By using the definition Eq. (2.5.7) we arrive also for the exceptional
groups to the equation

2
€ — . . . . .
14 vpo o a5 7 2 7
" = ) E R a,'ay’ aghcy, cg g, X Tr(Eg,[Ea;, Es,)) X Un=3456
tjk
and the esplicit form of the II,, terms is

9 14 5 1
Iy =— — — x —(A) + = (3(\%) + (A
8736 i%><2<>+36(< )+ ﬁ)
55 91 5 5

14419272 96
1 1
+— (——3<A3>-— 3(AIN) + §<AiAjAk>)
. =229 1029 o 341
» <3500 2880 ~ 2"V T 2800
2880
1
+——————-(3<A4>4—2<A§A§)4—3<A§Aj>—-(AiA§Ak>)
o= ST Dy
3600 64800 « 2 518400

Ly =T — 755 % 3 + 55 (B0 + () )+
576
5269 1529 5 341
(308 + () )+
11 5 ) 1
+ — —3()\ > — 3</\z /\]> + §</\z)\]>\k> +
14400
2369 37037 5 44473
1001 X ) 1
s (30 3020 + 30000 ) +

(302) + o)+

91

518400
1

518400

+

(30X + 2022 + 3(0M0) — XA )+
1

+ (—3@%—3Qgﬁ—qﬁﬁy+umpw+ Q%pg)

[\)

The combinations of the roots that satisfy the constraint &+ &;+aj = 0 are, together
with generic permutations of ¢, j, k

c};:l,cézl,c};:—Q c@zl,cﬁ-:Z,c};:—S

if A takes three different values,
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B. Proof of Eq. (2.5.2) for the exceptional groups

c};,:l,cé»:l,c}:g:—Q cf;,— ,c§:2,c§:€:—3
Gg=1c=3¢=-4|¢=2c=2c=-4
if A takes four different values,
02:1,02:1,02:—2 02:1,03-:2,02:—3
02:1,03:3,02:—4 02:2,03-:2,022—4
g=1¢=4c¢=->5|¢=2c=3¢=-5
if \ takes five different values and
cz,:l,cé»:l,c}%——Q 02—1,03:2,02:—3
02:1,03»23,0}?:—4 02:2,03:2,02:—4
02:170324,02——5 02:2,03:3,022—5
62:1703:5,0;?:—6 cy 2,0324,02:—6
¢ =3,¢=3,¢,=—6

if A takes six different values.
By using any of these combinations we get II,, = 0 thus proving that C), = 0 also for
the exceptional groups.
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